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He.TIHMH OCBOCHHS JUCIHHUIIIINHBI <<HpOFHO3HpOBaHH€ U IUIAHUPOBAHHUE OKOHOMHUYCCKHUX
HpCﬂCTaBHCHI/Iﬁ (O)
IIPOTHO3UPOBAHUS PUCKOB, a TAaKXE OBJIAACHHC HpaKTHKOﬁ MPUMEHCHUS MOJTYYECHHBIX 3HAHUN JJIsT

PHUCKOB» SIBJISAICTCS

dbopmupoBaHHE

1. HEJHW OCBOEHHMA JUCHUIIJIMHBI

NpUHSTHS 3PPEKTUBHBIX YIIPABIEHYECKUX PEILCHHM.
3aﬂaanH JUCHHIIJINHBI SABJISIOTCA:

- OCBOCHHUC O6U_IeTeOpeTI/ILIeCKI/IX TI0JIOKEHU W aHAIN3a U IJIaHUPOBAHUS PHCKOB;

MCTOJOJIOTHH

[JIaHUPOBAHU

-OBJIaICHUE YMEHHUAMH U HaBbIKaMHU IIJIAaHUPOBAHUS U IIPOTHO3UPOBAHUS PUCKOB;
- OBJIaACHHUC ITpUEMaMHi, MCTOJAaMHU U METOAUKAMU THAIrHOCTUKH PUCKOBBIX SIBJICHUM.

2. MECTO JUCHUIIJIMHBI B CTPYKTYPE OIIOII BO

I[I/ICIII/IHHI/IHa <<HpOFH03HpOBaHI/Ie U IIJIaHWPOBAHUE JSKOHOMHUYECKHUX PHUCKOB)» OTHOCHTCA K

qacTH, (POPMHUPYEMOIl ydaCTHUKaMHU 00pa3oBaTE/IbHBIX OTHOIICHHUH.

3. INIAHUPYEMBIE PE3YJIbTATHI OBYUEHMUSI 1O AUCHUITIIMHE

[Inanupyemble pe3ynbTaTel OOY4YEHHUsS! IO JUCLHUIUIMHE, COOTHECEHHBIE C IIJIAHHPYEMBIMH

pesyabratamu ocBoeHust OITOII (koMneTeHIMSIMU U MHAMKATOPAMHU JOCTIDKCHHUS] KOMITETEHIHI )

®opmupyemble
KOMIeTeHIHH

ﬂ.ﬂamlpyeMble pe3yJibTaThbl oﬁyqemm no AMCUMUIIJIHHE, B
COOTBETCTBHH ¢ HHAHKATOPOM AOCTHXEHHS KOMMETECHUHH

l/leucaTop JAOCTHIKECHH S

HaumenoBanune

MH(pOPMALHIO O pUCKax
IUTsl TUIAHUPOBAHMUS,
KOOPAMHUPOBAHUS U

HOPMaTHUBHOIO
obecnieueHus
HHTErPUPOBAHHOM
KOMIIJIEKCHOM
JEATENbHOCTH
noapasfaeseHuii B
COOTBETCTBHUM C
MPUHATOMN CTpaTeruei

cepe ynpaBieHHs pUCKaMu
B paMKax rojpasieJieHus

pa3paboTKH peKOMEHIALHH 10
NPUHATHIO PelleHnH B chepe
yNpaBJieHUs] pUCKaMH B
paMKax MoApa3feieH s

OLIEHOYHOr0
(kox, cogep:kaHne KOMIMeTeHLHH PesynbTaThl 00yUueHHs no CBEN A
KOMIEeTeHLIHH) (K00, cooepacanue JHCLMIIJIHHE P
unouKkamopa)
3HaeT METO0JI0THIO TecTtoBele 3anaHus
yTpaBJieHus pucKaMu IMpakTHKo-
[K-2.2. Vmeer | Ymeer BbIOUpaTh afeKBaTHbIE OpPHEHTHPOBAHHbIE
BbIpabaTbiBaTh METObI MJIAHUPOBAHHUS U npaKTHYeCcKHe
[TK-2. Cnocoben P A P P
pekoMeHaauuu 1o NPOrHO3MPOBAHUS PHUCKOB 3anaHust
NPECTaBNATh o
MPUHATHIO  pelleHuit B Bnaneet HaBbIKaMu
aHAJIMTHYECKYIO

[TK-2.3. BnageeT HaBbIKaMU

(hopmupoBaHus

OMEPaTHBHOTO "
TAKTHYECKOTo TIiaHa paboT
noapaszaeaeHui no

YMpPaBJIEHNIO PUCKaMH

3HaeT OCHOBHbIE MPUEMBI
(opmupoBanus niaHa ¢
YUYETOM pHCKa
YMeeT miaHupoBaTh U
NPOTHO3MPOBATH B
KPaTKOCPOUYHOMN NEPCNeKTHBE
Bnaneet HaBbikamMu yuerta
pucka npu GopMHpOBaHHsI
ONEepPaTHBHOIO U
TAKTHUYECKOro MniaHa pabor
noJipasfeJieHuit

TecroBble 3amanus
[TpakTrko-
OpHEHTHPOBAHHbIE
NpPaKTHYECKHE
3ajaHus




[1K-3. Crioco6eH
obecrneurBaTh
cTabunbHOE
(YHKLIMOHHPOBaHHUE
WHTErpUpPOBaHHOM
CHUCTEMbI YTpaBJeHUs
pHCKaMu st
NoAAEpKaHUs
9KOHOMUYECKOi1
0€30MacHOCTH,
NMPUHUMATh
ONTHMAaJIbHbIC
OpraHU3aLOHHO-
yTMpaBlieHUECKHE
peLUeHus Mo
HeWTpaau3auuu
PHCKOB M yrpo3

I1K-3.3. BrnaneeTt HaBblkaMu
afianTauiy U akTyalu3auun
CHCTEMBI YNpPaBJIEHHs!
PUCKaMHU NOJ U3MEHEHUs
Ou3HeC cpenbl Ais
noAJepkKaHUs ONTUMaAIbHOrO
YPOBHS 3KOHOMHUECKOIA
6e30mnacHoOCTH

3HaeT akTyaJlbHble TEHAEHLHMH
yTpaBieHUsl pUCKaMH

YMeeT aganTupoBaTh CUCTEMY
yINpaBJI€HUs MO U3MEHEHHUS
Ou3ec cpefbl C yUeTOM pHCKa

BnaneeTr HaBbIKamMu
aKTyaJu3aluy ynpaBleHUs
PUCKaMH B KOHKPETHBIX

3KOHOMHUUYECKHX YCIOBUSAX

TecTtoBble 3amaHus
[TpakTHKO-
OpPUEHTHPOBAHHbIE
NpakTHYECKHE
3a1aHus

[1K-4. CnocobeH
COCTaBJISATh
aHaJIMTHYECKHE
MaTepuaibl 1Jis
OLIEHKH MEpONpPUITHH
B obJyactu
3KOHOMHYECKOM
MOJIMTUKU U MPUHSTHS
CTPaTernyecKkux
peweHuit s
MOBBILIEHMS
3KOHOMHYECKOM
3¢ peKkTuBHOCTH
opraHu3auMu

[1K-4.3. Bnaneet HaBbIKaMu
pa3paboTku Mep 1o
MOBBILIEHHIO IKOHOMHUECKOI
3¢ peKTHBHOCTH
(byHKUMOHMpPOBaHHUS
opraHu3aLuu

3HAET aKTyallbHblE MEpbI
noBblLIeHUs 3 dekTuBHOCTH
(bYHKUMOHHPOBaHHUs
OpraHU3aLMu ¢ YYKTOM
(haxTopa pucka
VMeeT NpUMEHSTb MepbI 110
MOBBILIEHHIO 9KOHOMHYECKOIH
3¢ dekTHBHOCTH
(bYHKUHOHUPOBaHUs
OpraHM3aLMUH C y4eTOM
(axropa pucka
Bnaneer HaBbikamu
NPaKTH4ECKOro MpUMEHEHH s
METOL0JIOTHH YIpaBJIeHHUS
pUcKaMM NpH MJIaHUPOBAHUH
1 NIPOrHO3UPOBAHUH

TecToBbl€ 3a0aHHUs
[NpakTuko-
OpHEHTHPOBAHHBIE
NpaKkTHYeCKHe
3aaHus

4. ObBEM U CTPYKTYPA JUCHUIIJIUHEI

TpynoeMKoCTb AUCIHUITIMHBI COCTAB/ISIET 4 3a4eTHBIE eAUHULBL, 144 4acos.




TemaTuveckuii mjian
¢opma 00yueHHsT — OUHASA

KoHTakTHas pabota
o0yyJarolmuxcs
C MeAaroruyeckum
=) paGOTHHKOM 5 DOpPMbI TEKYLIETO
§ N E KOHTPOJIS
Ne| HaumeHoBaHHe TeM W/ MM % § E g g >: % § ycne(gg;x;)cm,
N/n| paszaesos/TeM AUCLMILIHHBI é = z Tl_¢ s S & | npovexyrounof
= = 2 212 § 5 = aTTecTaluH
s ) b Z | 5383| © (no cemecmpam)
AL
o < N
= = ©
Posb yuera puckoB B
1. | npoueccax miaHHpOBaHUs U 6 1-2 2 2 1 8
MPOrHO3HPOBAHHS
KauecTBeHHbIe MeTOADI
2.| MIaHApPOBaHUA U 6 3 2 2 1 8
TIPOrHO3MPOBaHMS PUCKA
KonunuectBeHHbIE METO/IBI
3.| rUIaHUPOBaHUA U 6 4 2 2 1 8
NPOrHO3UPOBAHHS PHCKA
Meronbl MaTeMaTH4eCKOro pEeUTHHT-
4.| nporpaMMHUpOBaHuUs sl 6 5-6 2 2 1 8 KOHTpPOJb
MPOrHO3MPOBAHHS PUCKOB Ne |
KymynsrusHoe
pacripeieyIeHHE NOTEPH B
5. | mpouecce IIIaHUPOBAHUS 6 7-8 2 2 1 8
U NIPOTrHO3UPOBAHUS
PUCKOB
6. AHalUTHYECKHE METOJIbI 6 9-10 ) ) | g
OLICHKH pUCKa
[IxanupoBaHue u peHTHHT-
7.| KapTorpadupoBaHue 6 | 11-12 | 2 2 1 12 KOHTPOJIb
PUCKOB Ne 2
OcHOBHBIE METOIBI .
eHTHHT-
g, | [/IAHPOBAHHA 1 6 13-18 | 4 4 2 12 l[()OHTpOJ'lb
IIPOrHO3UPOBAHUS No 3
PHCKOB
Hanunuue B aucunmiude KIMKP Ja
HToro no aucuunivHe 144 4, 18 18 72 Ok3ameH, 36




TemaTrnueckuii njian
(¢hopma 00yueHHsT — 0OUHO-320UHAS

KonrakrtHas pabora
oOyuaroluxcs
C Mefaroruuyeckum
< paboTHHKOM 5 DopMbl TEKyLLETO
N g E KOHTPOJIsl
Ne | HaumeHoBaHHE T€M W/UIH § § E g %)ws g E ycne(;g;xlgcm,
/i pasfesoB/TeM AUCLMTUIHHBI é = _ z RS 2 § S 2 | npoveyrounoi
= = e 2 2 Q| 2 aTTecTaluu
= 2 x | §5sS§8| © (no cemecmpam)
sl 2l eSS
E|£|388
< O <~ ™
58| e
Ponb yuera puckos B
| | npoueccax nmiaHUpPOBaHMs U 6 1-2 ] 2 1 8
NPOrHO3UPOBAHMSI
KauecTBeHHbIE METOIbI
2 | nJaHUpPOBAHUA U 6 3 1 2 1 8
NPOrHO3HPOBaHMs pUcKa
KonuuectBeHHble METOIBI
3 | MJIaHHPOBaHHUS H 6 4 2 2 1 7
NPOrHO3UPOBAHHUS PUCKA
MeTtoapl MaTeMaTH4YeCKOro pPEUTHHT-
4 | mporpaMMHpOBaHuUs AJis 6 5-6 2 2 1 10 KOHTPOJIb
NIPOTHO3UPOBAHUSI PUCKOB No 1
Kymynsrusnoe
pacnpeneneHue oTeps B
5 | mpouecce IIaHUPOBaHHUS 6 7-8 2 2 1 10
U IIPOrHO3UPOBAHUS
PHCKOB
6 AHaJIUTHYECKHE METO 1B 6 9-10 ) ) | g
OLIEHKH pHUCKa
[IxanupoBanue u peHTHHI-
7 | xaprorpadupoBaHue 6 11-12 | 2 2 1 8 KOHTPOJIb
PHCKOB No 2
OCHOBHBIE METOIBI .
eUTHHT-
g | [/IAHMPOBAHHA 1 6 13-18 | 2 4 2 8 EOHTpOﬂb
IIPOrHO3UPOBAHH S No 3
PHCKOB
Hanuuue B aucunminie KIMKP na
HToro no aucuurivHe 144y, 14 18 67 Ok3ameH, 27




TemaTuvecknii njiax
dhopma oOyueHHUsI — 04HO-3204HAasl, ycKOpeHHoe o0y4ueHue Ha 6aze CIIO

KonraktHas pabora
ofyuarouuxcs
C Nnenaroruyeckum
53 paGoTHHKOM Y DOopMBbI TEKYLLEr0
N § E KOHTPOJIsl
Ne | HaumeHoBaHue TeM W/WIH ?3 2 E é § ::l-) E YCTICBACMOCTH,
/N| pa3nesioB/TeM OMCUMIUIMHBL | & = 58| 885 B¢ Uoptz:
S 3 S Q| = xE|l 8= MPOMEKYTOUHOM
= = e | 2|22 ¢ 2 arTecTaunn
= g = 2|3 S S| © (no cemecmpam)
= | 2| 2| FER
E| & x88
g | 8| 8%
AEIE
Ponb yyera puckos B

1 | npoueccax njiaHUpPOBaHUS U 5 1-2 1 2 1 12
MIPOrHO3UPOBAHHS
KauecTBeHHBIE METO/IbI

2 | MIaHUPOBAHUS U 5 3 1 2 1 11
MPOrHO3WPOBAHMS PUCKA
KonunuecTBeHHbIE METO/1bI

3 | nnaHMpoBaHMs U 5 4 2 2 1 10
NPOrHO3UPOBAHHS PHUCKa
MeTonbl MaTeMaTHUYECKOro pPENUTHHT-

4 | nporpaMMHpOBaHUS JJIs 5 5-6 2 2 1 10 KOHTpPOJIb
NPOrHO3UPOBAaHHs PUCKOB Ne |
Kymynstusnoe
pacnpezeneHue oTePh B

5 | mpouecce IIaHUupPOBaHUs 5 7-8 2 2 1 10
U IIPOTHO3UPOBAHUS
PHUCKOB

6 AHaIUTHYECKHUE METOIbI 5 9-10 ) ) 1 10
OLICHKHU pHUCKa
[IIxanupoBanue u peHTHHI-

7 | kapTorpadupoBaHue 5 11-12 2 2 1 10 KOHTPOJIb
PHCKOB Ne 2
OCHOBHBIE METO/IbI .

eHTHHT-

g | [TAHHPOBAHHA 1 5 13-18 2 4 2 12 II()OHTpOﬂb
IIPOTHO3UPOBAHUS No 3
PUCKOB

Hanuuue B pucunminne KIMKP Ja

HToro no mucumnivue 144y, 14 18 85 Ok3ameH, 27




COJEPKAHUE JIEKIITMOHHBIX 3AHATHII 1O JUCLUIIJIMHE

Tema 1. Posib yyera puckoB B npoueccax IJIaHHPOBAHHS H NMPOTHO3MPOBAHUSI: MOHSTHE,
IIPUHLIKIE] IJITAHUPOBAHUS U IPOrHO3UPOBAHHS.

Tema 2. KauecTBeHHBbIe MeTOAbI IUVIAHUPOBAHHUS M NPOTHO3UPOBAHHS PHCKA: OCHOBHBIE
METOMBI X IPUEMBI, HX POJIb B IIPOIECCE INIAHUPOBAHMSI X IIPOTHO3UPOBAHUSI PUCKOB.

Tema 3. Komu4decTBeHHbIe METOABI MVIAHHPOBAHHUSI H NPOTHO3HPOBAHNS PHCKA: OCHOBHELIE
METO/BI ¥ IIPUEMBI, UX POJIb B IIPOLIECCE IUIAHUPOBAHMS U IPOTHO3UPOBAHHUS PUCKOB

Tema 4. MeToabl MaTeMaTH4Y€CKOI0 MPOrPAMMHPOBAHHSI VISl IPOrHO3HPOBAHHUSI PUCKOB:
CTATUCTHYECKUH METOM, KpUBasl BEPOSITHOCTEH MOTEPh

Tema 5. KymyasTuBHoe pacnpeaeneHHe NOTeph, B Ipolecce IUIAHUPOBAHUSA U
NPOrHO3HPOBAHMS PHCKOB: METOAUKA OCTPOEHUsI KpUBBIX JlopeHna, nuaekc JHKuHHT

Tema 6. AnajnuTHyeckHe MeETOAbI OIEHKH PHCKA: pacyeT TOYKH 0e3yObITOUHOCTH,
K03(ppuIeHTHI QUHAHCOBON YCTORYMBOCTH

Tema 7. Hlkanuposanne m kapTorpadgupoBanHe PHCKOB: OCHOBHBIE II0JOXKEHHS, 0030D
CYUIECTBYIOLIMX METOJAMK, ONMCAHUE BO3MOXKHBIX 00J1acTeil MPHUMEHEHUS.

Tema 8. OcHoBHbIE METO/ABLI IVIAHUPOBAHHS H NPOrHO3HPOBAHMUS PHCKOB: 0LIEHKA TOYHOCTH
IPOrHO30B: OCHOBHBIC CTATHCTHYECKUE METO/BI IIPOrHO3MPOBAHHUS PUCKOB, 00JIACTH MX MPHUMEHEHHS,
JIOCTOMHCTBA U HEJIOCTATKH

COJEP)KAHUE MPAKTUYECKHUX 3AHSITUI 11O JUCIUITIINHE

Tema 1. PoJb y4era puckoB B mpoueccax IUIAHAPOBAHHS H IPOrHO3HPOBAHHS

- IOHATHE PUCKA;

- 3HAYEHHE PUCKA B IIPOLECCaX MJIAHUPOBAHUS U IPOTHO3UPOBAHMSI.

Tema 2. KauecTBeHHbIe METOABI IVIAHHPOBAHMS H IIPOrHO3MPOBAHHUS PHCKA

- OCHOBHBIC METO/IbI ¥ TPHEMbI KAUECTBEHHOI'O MJIAHUPOBAHUS PHUCKA.

Tema 3. KosinyecTBeHHbIE MeTOABI IAHHPOBAHMS H NPOrHO3HPOBAHMUSA PHCKA

- OCHOBHBIC METO/IbI U IPUEMBI KOJHUYECTBEHHOTO TUIAHUPOBAHHUS PUCKA.

Tema 4. MeToabl MaTeMaTHY€CKOr0 POrpaAMMHPOBAHMS AJIS NPOTrHO3UPOBAHUSI PHCKOB

- IPUMEHEHHE CTAaTHCTHYECKOrO METO/A,

-[I0OCTPOCHHE KPUBOH BEPOSTHOCTEH MOTEPh

Tema S. KymyasTtuBHoe pacnpeneneHne mnoTepb B Ipolecce IUVIAHHPOBAHUSI M
NPOrHO3HMPOBAHMS PHCKOB

-[10CTpoeHHs KpuBbIX JlopeHia

- pacyeT uHAeKC [KUHHU

Tema 6. AHanuTHYECKHE METOAbI OI[EHKH pucka

-pacyet TOYKH 6e3yOBITOYHOCTH Ipa)HUECKHM H PACYETHBIM CII0COG0M

- BBIYMCJIEHMS M MHTEpIperanus Ko3()UUHEHTOB (UHAHCOBOH YCTONUYMBOCTH B HpoIEcce
TIAHKPOBAHUS ¥ IIPOTHO3UPOBAHHUS PUCKOB '

Tema 7. lllkanuposanne u kaprorpadgupoBanne pHCKOB

- IPUMEHEHHUE METONOB MIKATMPOBAHUS PUCKOB B MPOLECCE MIAHUPOBAHHS M POrHO3MPOBAHHS
PHUCKOB

- KaprorpapupoBaHHe PUCKOB: OCHOBHBIE METOMBI U IPHEMBI

Tema 8. OcnoBHBIE MeTOALI MJIAHHPOBAHUS H NPOrHo3upoBanust puckoB. OueHka
TOYHOCTH MPOTHO30B

- METOJ 3KCTPaIoJISIIIAN

- METOJ] PETPECCHH

- METO/IBI OL[EHKH JOCTOBEPHOCTH MPOrHO3A.

5. OHEHOYHBIE CPEJCTBA JJISI TEKYIIETO KOHTPOJIS YCIIEBAEMOCTH,
[MPOMEXXYTOYHOI ATTECTAIIMH ITO UTOT'AM OCBOEHMUSI U CLUTIJIUHBI U



YYEBHO-METOJNYECKOE OBECIIEYEHUE CAMOCTOSTEJBHOM PABOTHI
CTYAEHTOB
5.1 TEKYIIHUI KOHTPOJIb YCIIEBAEMOCTH
Peiitnur-konrpoJn Nel
1.UcTopuko-accoliiaTUBHEIE METOIBI aHAJIN3A PUCKa
2.JluteparypHo-(haHTacTUUECKHE AHAIOTHU KaK KAUECTBEHHBIN METOJI OLIEHKU PUCKA B ITPOLIECCE
IJIAHUPOBAHUSI U IPOTHO3UPOBAHUS
3.KonuenryanbHble epeHOCH
4. PeliTHHT-METOT
5.Meron 9KCEepTHBIX OLIEHOK (3KCIEPTH3a)
6.CTaTucTHUecKHii METO | MPOTHO3UPOBAHHUSI PUCKOB
7. KpuBasi BEpOSTHOCTEH MTOTEPE U €€ MHTEPIIpEeTaLUs
8. OCHOBHBIE KOJIMYECTBEHHBIE METO/Ib! INITAHWPOBAHHUS M IPOTHO3UPOBAHUS PUCKA: CYLIHOCTD
KpaTKasi XapaKTepHCTHKa.
PeiituHr-konTposn Ne2
9.Pacuer kyMy ISTEBHOIO pacnpe/ejeHus OTePb B Mpouecce MIAHHPOBAHUSA H
MIPOTHO3UPOBAHHUSI PUCKOB
10. Pacuer Touku 6e3yOBITOUHOCTH B IpOLecCe INIAHUPOBAHUSI U IPOTHO3UPOBAHUS PUCKOB
11.MuTepnperanys OCHOBHBIX KO3 GHIHEHTOB ((PHHAHCOBOM yCTONYMBOCTH.
12. O630p OCHOBHBIX METONOB LIKAINPOBAHUS pUCKOB. O6IaCTh IPUMEHEHHMSI.
13. KaprorpadupoBanue pucKOB: OCHOBHBIE METO/IEI.

PeliTunr-konrposap Ne3
14.DkcTpanonauus Kak OMH U3 METOJ0B INIAHUPOBAHHS U IIPOTHO3UPOBAHMS PUCKOB
15. Mopens AnpTMana
16.IToctpoenne nepeBa perieHmii
17.ITonsTre nuHEHHON perpeccun. Bub
18.ITosnTHe nuHeiHOM perpeccun. Crioco0bl pacyeTa
19.MuTepneranys OCHOBHBIX NTOKa3aTeieii IMHEHHON perpeccuu
20.0mnpaBbIBAEMOCTE KaK I10Ka3aTellb JOCTOBEPHOCTH IIPOTHO34.
21.TTpencka3yeMoCTh KaK [OKa3aTesb JOCTOBEPHOCTH MPOTHO3a.
22. Oumbku 1ro u 2ro pojma HpH OLEHKE JOCTOBEPHOCTH MPOTrHO3a. MHTEprperamus U MeToIHKH
pacuera.
23.TlonsiTne  OMHOMHMHANILHOTO — pacHpeleeHHs. 3HAYeHWe pacueTa B  IUIAHMPOBAHHHM U
IIPOrHO3UPOBAHUU PHCKOB.

5.2 IPOMEXXYTOYHAS ATTECTALIMSI
Bonpocs! k 3x3ameny
1.McTopuko-acconnaTHBHbIE METOIbI aHAIM3A PUCKA
2.JTutepatypHo-(aHTacTHYECKHE aHANOTHH KaK KaueCTBEHHBIH METOJ] OI[EHKH PHUCKA B porecce
[TAHUPOBAHUS ¥ IPOTHO3UPOBAHHUS
3.KoHuenTyansHble IEPEHOCHI
4. PedTuHI-METOL
5.MeTox 3KCIEPTHBIX OLEHOK (KCIIEPTH3A)
6.CTaTHCTHYECKHIT METO IPOrHO3MPOBAHHUS PHCKOB
7.KpuBas BepoATHOCTEH OTEPh W €€ MHTEPIPETALIUS
8. OcHOBHEBIE KOJIMYECTBEHHBIE METOAEI TIJIaHUPOBAHUS H ITPOTHO3HUPOBAHU S pHCKa: CYIIHOCTb U
KpaTKasl XapaKTepUCTUKA.
9.Pacyer KyMyNATHBHOrO pacripe/iesieHus IOTeph B MPOLIECCe TUTAHHPOBAHHUS M IPOTHO3HPOBAHHMSI
PHCKOB
10. Pacuer Touku Ge3y6riTounocTa B mporecce TUIAHUPOBAHHS U IPOrHO3HPOBAHHUS PHCKOB
11.MuTepupeTanus ocHOBHBIX KO3 QHUIIHEHTOB (PHHAHCOBO YCTOMYHUBOCTH.



12. O630p OCHOBHBIX METOZOB IIKAJTUPOBaHUsI pUCKOB. O01aCTh MPUMEHEHHS.

13. KaprorpadupoBanue puckoB: OCHOBHBIC METOJIBI.

14.OxcTpanonsius Kak OAUH U3 METOIOB IIJTAHMPOBAHHUS U TIPOTHO3UPOBAHUS PUCKOB

15. Monens AnbTmaHna

16.ITocTtpoenue nepesa pemeHui

17 Ilonatue nuneinoN perpeccunt. Bupl

18.ITosuTne nuuelinol perpeccun. CriocoOwI pacuera

19.MuTeprieTanysi OCHOBHBIX I10Ka3aTelieil INHEHHOM perpeccuu

20.0npaBapIBa€MOCTb KakK 1oKa3aresib JOCTOBEPHOCTH IIPOrHO3a.

21.IIpenckazyemMocTh Kak I1oKa3aTeb JOCTOBEPHOCTH IPOrHO3a.

22. Omubkm 1ro u 2ro pona mpU OLEHKE [OCTOBEPHOCTH MpPOrHO3a. MHTeprpeTanust # MEeTOIHKH
pacuera.

23.IlonsTne  OMHOMMHAIBLHOTO  pacmpefeNeHus. 3HadYeHHe pacdyeta B IUIAHUPOBAHHM U
[IPOrHO3HPOBAHUH PUCKOB.

24. Mero/ipl MMUTALMOHHOTO MOJIEIMPOBAHHS B IIPOLIECCAX UIAHHPOBAHMUS U IPOTHO3UPOBAHUE PHCKA
25 Hcnonp3oBanue ko3 duipeHTa BapHalui Mpy OLEHKe PUCKa

26 CooTHOIIEHUE TIOHATHH PHCKA H JOXOJHOCTU (PUHAHCOBBIX AKTHBOB

27 BeposITHOCTHBIE KPUTEPHUH CTEIIEHH PUCKa

28 Pontb mnaHupOBaHUs U IIPOrHO3UPOBAHHUS PHCKOB B COBPEMEHHO SKOHOMHKE

29 Cpenree oxunaemMoe 3HaueHHe pucka. Metoauku pacuera. MHTeprpeTanys.

TemaTnka KypcoBbIx pagor

1. Puck B 5KOHOMHYECKOU U MpPENIIPUHAMATENLCKOH AeITEeILHOCTH.

2. AHanu3 puckoB opraHu3aluy. MCTOYHUKH MH(GOPMALIMK O PHCKAX.

3. Metonp! unentndukanuu pruckos. Kaprorpaduposanue puckos opranuzarui.

4. Merozpl ouenkd puckoB. CTaTHCTHYECKHE METOIBI OLEHKHM PHCKOB: CPaBHHTEIBHBIH aHAIU3 K
YCJIOBUS IPUMEHEHHUSI.

5. Meropl OUEHKH PHCKOB. AHAJIHTHYECKHE METOIbI OLEHKH DPHCKOB. Pa3sBUTHE aHANUTHUECKHX
METO/IOB OLIEHKH PUCKOB B IIPAKTHKE PHCK-MEHEHKMEHTA.

6. DKCrepTHBIE METOIBI OLIEHKH PHCKOB. [10yueH e HHANBHAYAIbHBIX H KOJUTEKTHBHBIX 5KCIEPTHBIX
OLIEHOK: JOCTOMHCTBA U HEAOCTATKH ITPUMEHSIEMBIX METOIOB.

7. TlpennpuHUMATENECKUE PUCKH: CYLIIHOCTD, IOHSITHE, METOJIBI OLIEHKH H yIIPABJICHHS.

8. MeTozbl ynpaBnenus (pHHAHCOBBIMM pHCKaMH. BBIGOp MexaHH3MOB HEHUTpan3alui (PUHAHCOBBIX
PHCKOB.

9. Kpenurneie pucku. Ponp gomiapa B COBPEMEHHBIX MEXIYHAPOLHBIX BATOTHBIX H KPEJIUTHBIX
OTHOLICHHUSIX.

10. BamoTHble pucku. MHpPOBOH BaNIOTHBIH DBIHOK: COBPEMEHHOE COCTOSIHHE W IEPCIEKTUBbI
Pa3BUTHSL.

11. Tlpouentrble pucku. BiusiHue yueTHOH CTaBKM mpoueHTa Ha 9KOHOMHYECKYIO aKTHBHOCTD.
[IpoueHTHBIE pUCKH B CHCTEME GAHKOBCKHX PHCKOB.

12. OnepauuoHHBlE pHCKHM: HICHTH(GHUKALHS U OLEHKA. Beibop  kputepust  ympasnenus
OIEPaMOHHBIMU PUCKAMHU.

13. PerHo4HbIe pucku. MeToIb! OLEHKH i HHCTPYMEHTBI PEryIHpOBAHHSL.

14. PuCKH IMKBUIHOCTH. AHAJIN3 JACHEKHBIX TIOTOKOB OPraHH3alUK KAK METOJ YIPaBJICHUS] PUCKAMHU
JUKBUIHOCTH. IIyTH MOBBILIEHHS IMKBUIHOCTH H ILIATEKECTIOCOGHOCTH OPraHU3aIUH,

15. Pucku pasButus. JIMAEPCTBO B CHIIKCHHH mniepikek U quddepentmanus. [Touck Haubonee
5} (PEKTHBHOTO IIyTH Pa3BUTHSL.

16. Mupectuuuonnsie pucku. OLeHKa U ypaBiIeHHe PHCKAMH UHBECTHIIMOHHOTO IpOEKTa.

17. WuBectunmonusle pucku. ®opMHpPOBAHIE HHBECTHITHOHHOTO nopTQeis ¢ y4eToM pUCKa.

18. Crparermueckue pucku. Crparermyeckas 6e30MaCHOCTD. [IpoGieMbl ¥ mEPCHEKTHBBI
rnobanu3anum.



19. CrpanoBele pucku. MHpPOBOH 5KOHOMHUYECKHH KpU3MC U TEHICHIMH pa3BUTHsI POCCHICKOM
HKOHOMHUKH.

20. IlonuTHyeckue pUCKH.

21. TexHoreHHbIE PUCKHU.

22. IlpuHATHE PELICHUH B yCIOBUSIX HEONPENEIEHHOCTH U PUCKa.

23. JlnarHocTuka (pMHAHCOBOTO KpU3HUCa NPEANPUATHS. AHAINA3 PUCKOB TIPU YIPo3e OaHKPOTCTBRA.
Pucku B rino0anbHOM 9KOHOMHUKE: OCHOBHBIE ITOIXO0/IBI K YIIPaBJICHHIO.

24. Pucku MupoBo# BamoTHOH cuctemsl. [lepcrnekTHBBI KpU3uca.

25. Hudpossie puckwu.

26. OcoOeHHOCTH aHaIM3a | YIPaBICHUS] PUCKAMHU 110 BUAAM SKOHOMHYECKOU JAESTEILHOCTH.

27. PermoHaJIbHBIC PUCKH.

28. KpunroBaliOTHBIE PUCKH.

29. AyTCOpCHHT B YIPaBJICHHH PHCKAMH.

30. IlencuonHOE CTpaxoBaHHE.

31. VIHHOBaIlMOHHBIC PUCKH.

32. OcoOGEeHHOCTH ynpaBlIeHHs PUCKaMH B 3aBUCHMOCTH OT CTa/IHH )KU3HEHHOI'O LIUKJIa KOMIIAHUH.
33. OcobennocTu ynpaBjieHHs PUCKaMH B 3aBUCHMOCTH OT CTaJ{HH )KU3HEHHOTO [[MKJIA TOBapa.

5.3 CAMOCTOSATEJIBHASI PABOTA OBYUYAIOIIETOCSI
Tema 1. Posib y4yera picKoB B mpoueccax MJIAHHPOBAHUS H IPOTrHO3HPOBAHHS:
- U3Y4YEHHE JIUTEPATYPHI 110 yKa3aHHOHM TeMaTHKe;
- MOJrOTOBKAa K AHMCKyccud Ha TeMy «COOTHOLIGHHE PUCKA M JOXOJHOCTH: MPUMEPbl MHPOBOH H
OTEYECTBEHHOH MPAaKTHKU
Tema 2. KauecTBeHHBIE METOABI INIAHMPOBAHHUS H NPOTHO3HMPOBAHHSA PHCKA:
- M3yYCHHUE JIUTEPATYPLI 10 YKa3aHHOH TEMaTHKeE.
Tema 3. KosinuecTBennblie MeToAbl INIAHHPOBAHHS H MPOrHO3HPOBAHHS PHCKA:
- U3y4YCHHUE JIMTEPATYPEI I10 YKAa3aHHOH TeMaTHKe.
Tema 4. MeToabl MaTeMaTHY€CKOT0 NPOrpaMMHPOBAHMS /ISl IPOCHO3HPOBAHUSA PHCKOB
- U3yYCHHUE JIMTEPATYPEI I10 YKa3aHHOH TeMaTHKeE.
- TIOArOTOBKA JIOKJIaJOB Ha TeMmy «MeToabl MMHUTAlMOHHOIO MOJEIHPOBAHMS B Ipoleccax
IJIAHKPOBAHHUSI ¥ IPOTHO3UPOBAHUE PUCKa)
Tema 5. KymysisiTuHOe pacnpenesienne noreps B nmpouecce NJIAHAPOBAHHUS H MPOTHO3HPOBAHHSI
PHCKOB
- U3YYEHHUE JIMTEPATYPHI 110 YKa3aHHOU TeMaTHKe.
Tema 6. AHanuTHYECKHE METOABI OLEHKH PHCKA:
- U3yUYCHHUE JIMTEPATYPEI [10 YKa3aHHOH TeMaTHKeE.
- IIOJIrOTOBKA IOKJIAZI0B HAa TeMy «Biusnue puckoB Ha (PMHAHCOBYIO yCTONUYHBOCTE OPraHU3aLUuK»
Tema 7. lllkanupoBanue H KaprorpadgpupoBanHne pUCKOB
- U3yYCHHE JIUTEPATYPHI 110 YKa3aHHOIH TeMaTHKeE.
Tema 8. OcHoBHbIE MeTOABI MIAHHPOBAHHSI M NPOrHO3UPOBAHHS PHCKOB. OLEHKA TOYHOCTH
NIPOrHO30B.
- U3yUCHHUE JIUTEPATYPEI I10 YKa3aHHOI TeMaTHKE.
- TMOIrOTOBKAa JOKJNAIOB Ha TeMy «MeToibl HMMHTALHOHHOTO MOJCIMPOBAHUSA B IPOLECCAX
IUTAHUPOBAHHUSL U IPOTHO3UPOBAHUE PHUCKA»

®onx  ouenounelx  MartepHanoB (®OM) s TpOBENEHHS — aTTECTalMH YPOBHSI

C()OPMHUPOBAHHOCTH KOMIICTEHIHH OOYYAIOIUXCSl [0 JAHCIHILIHHE oQopMIISIETCST  OTHENLHBIM
JOKYMEHTOM.



2. Xypuan «IIpo6nembr mnporHo3upoBanus» (Pexum nmocryma:  https://ecfor.ru/nauchnye-
izdaniya/problemy-prognozirovaniya/arhiv-nomerov/)
3. XKypuan «RUSSIAN ECONOMY: FORECASTS AND TRENDS» (Pexum moctyna:
https://rusecon.hse.ru/)
4. Xypnuan «IIpornoss! u crparerun» (Pexum nocryna: http://www.maib.ru/bookspublication/pis/)
5. Kypuan «OKOHOMMWYECKHUE M COLMAJIbHBIE [MEPEMEHBI: ®AKTbI, TEHJIEHIIWH,
[TPOI'HO3» (Pexum nocrtyna: http://esc.isert-ran.ru/archive)

6.3. ”THTEPHET-PECYPCbI
1. ®enepanpHas ciayxba rocyiapcTBeHHON cTatucTuku // hitps://gks.ru/
2. bank cratuctuyeckux 6a3 nanusix ['Y-BIID www.stat.hse.ru
3. ONEeKTPOHHBIN MYJIbTUMEIUHHBIH yueOHHK  pa3paboTynka CHUCTEMBI Statistica.
http://www.statsoft.ru/home/portal/

7. MATEPUAJIBHO-TEXHUYECKOE OBECINEYEHUE TUCIUIIJIAHBI

ILJ’ISI peaitnsanmnu ﬂaHHOﬁ AUCHHUITIIMHBI UMCIOTCS CIICHHAJIBHBIE IIOMECUICHUS JJIs1 IIPOBCICHHS
3aHATHH JIEKIMOHHOTO M IPAKTHYECKOIO THUIIOB, T'PYNIIOBBIX W HHAWBHIYaJIbHBIX KOHCYJILTALMH,
TEKYILIEr0 KOHTPOJIS M IIPOMEXYTOUYHOH aTTECTAIlHH, a Tak)Ke IMOMELIEHHs Ul CaMOCTOSTEIbHOM
paboThl.

[Iepeuens MCIONIB3yEMOT0 JIMIIEH3HOHHOTO MporpaMMHOro obecrederns: Windows, Microsoft
Office.

KomnpioTepnas TexHHKa, HCIOJAb3yeMas B ydeOHOM IIPOLECCE, MMEET JIMIEH3HOHHOE
IIpOrpaMMHOe obecrieyeHHe:

e OmepanuonHas cucrema cemeiicTsa Microsoft Windows.

o [laker oducHbIx mporpamm Microsoft Office.

e KoHcynbpTaHT+.



6. YA EBHO-METOAUYECKOE U THOOPMALIMOHHOE OBECIIEYHEHHUE
JUCHUITJINHDI

6.1. KHUI'OOBECIIEYEHHOCTD

HaumMeHoBaHue nuTEpaTypBhI: lon KHUT'OOBECITEHEHHOCTDb
(aBTOp, HAa3BaHME, BUJ U3JAHU, TOPOJ, M3 IaHMsI Hanuune B 251eKTpOHHOH
W3/1aTeJIbCTBO) Oubnuotexe (JIEKTPOHHBIH
azipec)
1 2 3
OcHoBHas1 JHTEpaTypa
busnec-mianupoBanue : yueOHHUK / 1mox pex. mpod. 2021 https://znanium.com/catalog/doc
T.T". [lonamoxk, npod. B.S. F'opdunkens. — Mocksa : ument?id=368981
Bysosckuit yuebuuk : MHOPA-M, 2021. — 296 c. -
ISBN 978-5-9558-0270-1.
busnec-nnanupoBanue : y4eOuuk / mom pem. T.I. 2021 https://znanium.com/catalog/doc
[Tonamox, B.SJI. Topdunkens. — Mocksa ument?id=374317
Bysosckuit yuebuuk : MHOPA-M, 2021. — 296 c.
Ilerpyuyenss, W. B. busnec-ruranupoBaHue 2021 https://znanium.com/catalog/doc
moHorpadus / U. B. Ilerpyuens, A. C. ByitneBuu. - ument?id=380436
Kpacnospck : Cub. ¢enep. yu-t, 2021. - 196 c. -
ISBN 978-5-7638-4392-7.
Bapunos, B. A. busHec-miaHupoBanue : ydeOHOE 2020 https://znanium.com/catalog/doc
nocobue / B.A. BapunoB. — 4-e u3n., nepepab. u 1011, ument?id=354447
— Mocksa : ®OPYM : UH®PA-M, 2020. — 272 c.
JlonoJHUTEbHAs JINTEPATYpa:

JIubepman, M. A. IlnanupoBaHue Ha MPEANPHATHU : 2019 https://znanium.com/catalog/doc
yuebHoe mocobue / W. A. JlubGepman. - 3-¢ u3m. - ument?id=372099
Mocksa : PHUOP : MH®PA-M, 2019. - 205 c. -
(Kapmannoe yuebnoe mocobue). - ISBN 978-5-369-
00587-3.
Caskuna, P. B. [InanupoBande Ha HNpENPUATHH : 2020 https://znanium.com/catalog/doc
yuebnuk nist 6akanaBpos / P. B. Caskuna. - 3-¢ u3n., ument?id=358443
crep. - MockBa : M3aTenbcko-ToproBast KOpIoparust
«MamkoB u K°», 2020. — 320 ¢. - ISBN 978-5-394-
03481-7.
Anxosekast, B. B. [InanupoBanue Ha npeanpusaTuy 2019 https://znanium.com/catalog/doc
yuebnuk / B. B. SluxoBckas. - Mocksa : THOPA-M, ument?id=337740
2019. - 425 c. —ISBN 978-5-16-004280-0.
Cauxo, H. C. [TnarnupoBanue u opranuzanus 2019 https://znanium.com/catalog/doc
MalIHHOCTPOUT. MPOU3BoACTBa. KypcoBoe mpoekr.: ument?id=354389
Yu. moc. / H.C.Cauxo, 1.M.BaGyk. - 2-¢ u3z., ucnp. -
M.: HUL] Mudpa-M; Mu.: Hos. 3uanue, 2019. - 240 c.
Jlutsunosa, T. H. ITnanupoBanue Ha npeanpusTuu (B 2018 https://znanium.com/catalog/doc
opranusanuu) : y4ye0. mocobwe / T.H. JIurBuHOBa, ument?id=300448
M.A. Mopo3zosa, E.I'. TlomkoBa. — Mocksa
MHOPA-M, 2018. — 156 ¢

6.2 IEPUOJJUYECKUE U3JAHUS
I. Kypuan «Becrnuk Bal'Y. Cepus: DKoHOMuueckue Hayku» (Pexcim Jocrymna: http://vestnik-

es.vlsu.ru)
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Cp0, BITF AV

MoAINUCh

I[Iporpamma paccMoTpeHa U 0o0peHa Ha 3aceianun Kadenpsl DUund

IIpotokon Ne_ / oT« 30»_ 0K 2021 roma

3aBenyromuit kKaheapoi e/ O.A. Jlonnues
(®HO, noan

PaGoyas mporpamma paccMOTpeHa 1 0100peHa Ha 3acelaHid y4eOHO-METOIMYECKOH KOMUCCHH HAIPABJICHHSL,

38 ps.of . QIWLMMIL/W WM CceoCrrze

Ipotokon Ne _ 7 ot« 32 »_ % 2021 roma

[Ipencenarens KOMUCCUHA W 2 J Cam,wwé
T

(®PHO, noamnuce)



JIMCT NEPEYTBEP KIEHU S
PABOYEI IPOTPAMMBI JUCLUIIJIMHBI

PaGouast nporpamma ono6pena Ha 20 /20___ yueOHbIH rof

[Iporokoin 3acenanus kapeapst Ne OT « » 20 roza
3asenyromuii Kadeapoit /

Pabouas nporpamma ogobpena Ha 20 /20 y4€eOHBIN roj

[Ipotokon 3acenanust kageapsr Ne OT « » 20 rojua
3aBemyromuii kadeapoit /

Pa6ouyas nporpamma omgo6pena na 20 /20 y4eOHBIH roj

[IpoTokon 3acenanust kagpenpnr No OT « » 20 roja
3aBenyromuii Kadeapoit /

PaGouas nporpamma omno6pena na 20 /20 y4eOHBIN TOJT

[IpoTokou 3acenanus kadenapnr No OT « » 20 rojua

3aBenyromuit kadenpoit /




