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1. LEJH OCBO

HGJIHMI{ OCBOCHHA JUCHHUINTHHLL «DHHAH]
IOHATHH K CIIOCOOOB KOMHYECTBEHHOTO aHUTH3

EHNA JUCHOUIINHBI

COBasi MATEMATHKa ABJIAIOTCA YCBOSHHE OCHOBHBIX
a PUHAHCOBBIX OTEpPANHiA, METOI0B M TEXHUKH (-

HAHCOBO-IKOHOMUYECKHX PacyeTOR, BEIABICHHE 3aBHCHUMOCTH KOHEYHBIX PE3YIBTATOB OT OCHOB-

HBIX IapaMeTpoB GHHAHCOBOH OIEpailuH, H3M
HHE HX JIOIYCTEMBIX IPaHHYHBIX 3HAYEHHH, |
ONepanyi, HaXOXACHHE 1apaMETPOB IKBUBANIEE

2. MECTO JUCIHIILN

Jrcminnuna «OUHAaHCOBaT MaTeMaTHKa)
IUIAHA B METONMYECKOM IUIAHE ONMpaeTcs Ha
Y4eOHBIX KYPCOB: « JKOHOMHKA OPTAHH3ALIHHY,

TpeGoBanma x «BXOOHBIMY» 3HAHUAM, YME
OCBOEHHMM JAHHOH AMCIHIUIMHEL 3HAHHE OOIHET]
MHYECKHX MOKa3aTenel, XapaKTepusyouHx 1es
H METOJIOB HOCTPOSHHA AMarpaMM, rpaHKoB,
HBIX IPOTPaMM.

3. KOMIIETEHIIUH OBYYAIOMII]
OCBOEHUA T

B PE3YIIBTATe OCBOCHUS AWCIIUIINHHEI BE
TCHIIHAMH:

FHEHHE B3aUMOCBA3H JTHX IapaMeTpOB, ONpejene-
pa3paboTKa AITOPHTMOB NPOBENCHHS (DHHAHCOBBIX

THOTrQ H3MEHEHHA YCIOBHHT onepamnH.

HUHbI B CTPYKTYPE OIOII BO

OTHOCHTCS B BapHATHBHOH 4acTH bnoka 1. Jucimu-
3HaAHUA, MONYYCHHBIC IPH H3YYEHUH CIIETYIOIUX
«Marematukay, «Hdpopmarukay.

HUAM ¥ FOTOBHOCTSM CTYIEHTA, HEOOXOLHMEIM [IPH
0 Kypca MaT€MaTUKH, CYIMHOCTH OCHOBHBIX 3KOHO-

TCNBHOCTL OPTaHU34NH, IPHHIHIOR paboTkl ¢ [TK
CTATHCTHYCCKHX Tal/UIl C MOMOINBIO KOMIIBIOTED-

EIOCSI, POPMUPYEMBIE B PE3YJILTATE
MCLUILIAHBI (MOIYJIS)
DITYCKHHK TOJIZKEH OﬁﬂaﬂaTB CHCIIYIOH.[HMH KOMIIC~

obuienpodpeccuonansusimu Komnemenyuamu (OI1K):
* COOCODHOCTE NPUMEHATh OCHOBHBIE METOB MATEMATHUECKOrO aHATH3A H MO/ICIIHpOBA-

HUS, TEOPETHYECKOTO M SKCIEPHMEHTATBHOTO
TOM IIPH PELIEHHUH IPODECCHOHATEHEIX TpobieN
npogeccuonanvrvimu (IK):

* CrOCOOHOCTh HPOTHO3UPOBAThL OH3HE
14).

B pe3ynpTate OCBOSHMS AMCIMIITHHEL O
pe3yIbTaTe 00pa3oBaHuUs:
3name:

CCJISJIOBAHMA, BlIa/ICHUE MAaTeMaTHUYECKUM annapa-

1 (OINK-2).

t~-[IPOLIECCH] H OLIEHABATh uX @dekTuBHocts (I1K-

DYHAIOLMACA JOMKEH [€MOHCTPHPOBATE CIIELYIOLIHE

- OCHOBHBIE IIOHATHA GPHHAHCOBOH MaTe

- BHIbI NpOUCHTHBIX CTABOK, CcHocoOnl
(OTIK-2);

- BHIbI QHHAHCOBBIX PCHT M IIOTOKOR ILMATEXKEH, METO b

TeprcTuk (OITK-2);

aTuxu (OI1K-2);
apalliCHUsl O PAa3/IMYHBIM MPOIEHTHLIM CTABKAM

pacdera ux 0000IMAIINX XapaK-

- METOZHMKH ILIaHEPOBAHHA TOTRMIEHKA C¢YAHON Wik HHOM 3amoimkennocTH (OIK-2);
- MCTOMMKH OUCHKH Y CPABHEHHS YCIOBUI KOMMEDYECKHX KOHTpakTos (OITK-2);

- METO/IbI ONPCAENEHUS TOXOAHOCTH (GPHHRHCOBO-KPENMTHBIX onepanuit (OITK-2);

= METOZIbI IPOTHO3HPOBAHMS NEHEXKHBIX I0TOKOB (TTIK-14);

- MCTOIL} TPOTHO3KPOBAHMA OBEACHHUS (PHHAHCOBEIX PEIHKOB ([TI-14),

Ymeme:

- PacCYMUTHEIBATE MIOKA3ATEIH HapaieHHqH CYMMBI H COBpeMeHHOﬁ BCIIHYUHE] Pa3IHYHBIX

(PMHRHCOBEIX PEHT H IIOTOKOB mmarexeii (OITK-

H

- COCTaBNIATE IIIIAHBI HOTANICHHS CCYTHOW ¥ MHOH 3aJ0JDKEHHOCTH (GJII/IHOBpeMeHHBIM mita-

TCHOM HIH YacTAMH, OpH PAa3IMYHBIX OYPAHHYCHUX Ha JTHHAMHAK

ra) (OIIK-2);

Y 3aTpaT 1o 00CIyKHBaHUIO 101



- onpenendts 3QGCKTHBHYIO M IKBHBAICHTHYIO MPOUEHTHLIE CTABKY B 3aBHCHMOCTH OT

ycnosu#t GprrancoBoi oneparuu (OTTK-2);

- paccunthBaTh 0fo0maron e MOKA3qTeNl KOMMEPYECKHX KOHTPAKTOB Ha Pas3oByIO TI0-
CTaBKy TOBApOB MIIH C TOCTABKAMH, pacnpeacneHHbIMH BO Bpemenn (OITK-2);

- OLICHMBATh H3MEHEHHE YCIOBUY KOHTHAKTOB (3aMeHy Iuiarexei) (OITK-2);

- ONpPEAENUTL JOXOMHOCTE AONIOCPOUHBIX 3aHMOB, PaCCYHTHIBATL CPEIHME CpOK ofiura-
IHY, CPEIHIO IPOJOIDKHTEILHOCT norameHys obimramuit (OITK-2);

- IIPOTHO3HPOBATH AeHEXKHEIE TOTOKH ([[IK-14);
- IPOTHO3HPOBATE NOBeAeHUE PHHAHCOBEIX PEIHKOB ([1K-14),

Baaodems:

- MHCTPYMEHTApHEM OLECHKH NOXOAHOCTH Pa3MW4YHbBIX QHUHAHCOBBIX HHCTpYMEHTOB (OITK-

2);

- HHCTPYMCHTAPHEM OLICHKH OKYIIAEMOCTH MHBECTHIIMOHHEIX IpoekToB (OITK-2);

- HHCTPYMEHTaMH IIPOTHO3HPOBAHKS (1

4. CTPYKTYPA U COJEP:

HAHCOBBIX BPEMEHHEIX psinoB (I1K-14).

KAHUE JUCHUILTHHBI (MOAYJLS)
B 3au€THbIe emuHEe], 108 yacos.

Obmas TpyaoEMKOCTE AUCITHILIHHEL COCTARIIAET

Bunzt [yuebHoit paborsi, Bkirouas O65bEM dopmbI Teky-
CaMOCTOATENbHYIO paboTy cTyeH- yuebHOM | 1uero koHTpona
ol TOB H TPYAOEMKOCTS (B Yacax) paboTel ¢ YCTIEBaeMOCTH
No 5 g R pUMeHe- (no nedensm
v Pazznen nucuMrimHe! % = | ¥ 8’5 % - o | HVEM HH- cemecmpa),
o -2 El 5 e BE5 QO = | TEpaKTHB- thopMa npome-
183 88 29 &) B uxmero- | xyrounod arre-
= E:. & E 2 % = | noB(eua- | craumm (no ce-
= = 2 cax / %) Mecmpan)
1. | Nonarue npouenra, BpemenHas
CyllHOCTE  geHer. Ilpocras |2 | 2 11 2/100
MPOLICHTHAA CTABKa.
2. | IlpocTas yueTHas cTaBKa. 11
3 Bexcens, onepauyu ¢ Bekcena- 11
MH.
CnoskHas NpOLEHTHas CTaBKa.
4. | Hauncnenne npouentoR «m» | 2 2 11
pas B roay.
5 D¢pdekTHBHa® romoeax mpo-
LEHTHAas® CTaBKa. BbI‘E[PICJ'leHPlf 21 2 11 2/100
CpOKa KpeIHTa M IIPOLEHTHOM
CTABKH,
6. | Mupuauua 2 11
7 [Toroku nmnatexeil M UX Kiac- 2 11
" | cutHKaums
Bynymas cToumocTs notoka
8. | marexeit. CoBpeMeHHas cTOU-
MOCTB IOTOKa maTekei. [Ipo- | 2 2 11
IHO3HPOBAHHE JCHEKHbIX M10-
TOKOB
9. | ®unancoesie poirky. TIporHo-
3MpOBaHUe NOBEREHHUS QUHAH- | 2 12
COBBIX PBIHKOB
Hroro: 4 | 4 100 4/50 3auer




COJEPKAHUE MU CIUILIMHBI

Tema 1. IloHaTHEe HpoOLEHTAa, BpeM
¢TABKA.
IorsaTHe npouerTa. O0mas cxema Kpej

CHHajd CYIIHOCTL JCHEr. HpOCTaH NpOLEHTHAA

TUTHEIX onepanuit. Kpexurop u geburtop. 3aem, ccy-
Ia, kpeaut. IlepBoHavanbHas CyMMa, NPOICHTHBIE ACHBIH, HapallleHHas cymma. [losnHad cymma
kpenata. Cpok kpemuta. [Ipocras mpouenTtras craBka. [IponentHoe wucno. IIponeHTHEI Halor,
auBrzop. QopMyna OPOCTHIX MPOLEHTOB, KOINA CPOK KpemuTa nemoe ducio neT. Popmyna mpo-
CTBIX INIPOIIEHTOB, KOrAa CPOK KpE€AHTa 3a4aC€Ted ABYMA JaTaMHA (I[eHb BpLOAYH KpenyuTa ¥ ZCHb I10-
rameHud Kpeauta). ['epMaHckas, aHrmuickas, QpaHIy3cKas METOJMKH HAYMCICHHS IIPOLEHTOB.
HedrxcupoBaHHag IIPOLIEHTHAS CTABKA.

Tema 2. IIpocTas ydeTHas CTaBKa.

Hactosmas croumocts. Bynymas cropmocte. [Iponecc napamenus. CraBka HapalleHHS.
[puBenenHas crommocth. OxupaeMas K [OJIYYEHHIO CTOMMOCTB. [Iponecc AHCKOHTHPOBAHUS.
CtaBKa JUCKOHTHPOBAHUS.

Tema 3. Bekcens, onepanuy ¢ BeKCeJIMH.

Tousarie Bekcens. JIMkpraaOCTE Bekcens. IlpocTolt u nepeBogHOM Bekcens. KazHauehckuit
Bekcenb. bankomckuii Bekcems. Kommepueckmit Bekcenb. Tpaccar, Tpaccant, Pemurent. Obmas
cXeMa BEKCENbHOro o0pamenus. Anomxk, Axuent, Munoccament, Mugoccant, Muaoccar. bankos-
CKUE OIIEePAlUH ¢ BEKCETIMMU.

Tema 4. Cnoxxaasn npoueHTHad crapga. Haguciienue NponeATos «m» pa3 B roay.

[MonaTHe CIOXHBIX IPOUEHTOB. Popyyia CIOKHBIX NMPOIEHTOB. HaKOIIeHHME CNOMKHBIX
QPONEHTOB IpH ApobHOM Konu4ecTse ner. Hedurxcuposannas nponeHTHas cTaska. HoMuHanbHas
NPOLEHTHaA CTaBka. KamuTanmsanus OPOLEHTOB 10 IOIYTOAHAM, KBapTaiaM, mecsnaM. Hempe-
DHIBHOE HAYHCIIEHHE [IPONCHTOB. HauncieHne IPOLEHTOB HECKOIBKO Pa3 B rojly [pH IpoGHOM KO-
JIHYECTBE TIEPUOIOB HAUHCICHUS.

Tema 5. 3pdexTHBHAN rojoeas NMPOUEHTHANA CTABKA. Bhluncienye cpoka Kpeaura u
NPOUEHTHOH CTABKH.

3ajgaun, OpUBOAAIIHE K HOHATHIO 3G PEKTHBHON rof0BOH IPONEHTHOM cTaBkh. OueHKa BbI-
TOMHOCTH (QUHEAHCOBOM omepauuu o 3bheKTHBHON rogoBoii nponeHTHoH crapky. Cesi3b 3Qdek-
THBHOH IOJ0BOH H HOMEHATLHOH IIPOICHTHRIX CTABOK. BBIYMCIEHHE CPOKa KpeauTa Jjis AeCTPYK-
THBHOTQ H AHTHCHOATHBHOIO MECTOOOBR HAYHMEICHHA IIPOLCHTOB (HpOCTbIe TIPOUECHTEI, CIOXHEIE
IIPOIEHTE], HAYNCIICHAS MPOLEHTOB «my» pa3|B rofy). BeruucieHHe NpOUEHTHON CTABKH LA Je-

CTPYKTHBHOTO M aHTHCHIIATHBHOI'O METOMOB

Hble MPONEHTEI, HAYKCHAEHHUS IPOLEHTOB «m»

paIuH IPH BEIYMCIEHHH CpOKa KpeauTa 1 Ipo
Tema 6. Hudusauns.

[Monsrre vadmanuy. Brusane nHGLIE

(usumu. [IpocTas mpoleHTHAA CTaBKa ¢ y4e

uHpmH. CTapKa CJI0KHBIX IPOLEHTOB € YU

HITHE PeaTbHOR JOXOAHOCTH. POPMYIIEI BEIY
uuit ¢ yueToM HHQIALKH.
Tema 7. IToTokn miarexed n Mx kna
IMotoxku mnatexeil. Onpenenenue ¢u
NPUHIHNE ee knaccubukauuu. IloctHyMepas
[TocTosHHEIEC H NIepeMeHHEIe peHTHL. CpOYHE
OrparnyeHHBIe 1 HEOrPAHUYEHHEIE DEHTHI.
Tema 8. Byaymas cTroHMocTh NOTd
niaarexei. [Iporno3npopanne noToKoB M3
Beigoa dopmyst st pacdera Oynyes
Pa3IMYHOTO YHCTIA IIaTEXeH B oAy ¥ pasiIuy
napaMeTpoB PEHTHI: pasMep ILIaTeXka, CPoK K
CYMMEHI IJIs TOTOKA nnarekedl. HakonurenoHy

AYHCIIEHHA [IPOLEHTOB (IPOCThIE [TPONEHTHI, CIOXK-
paz B roxy). OueHKa BBIMOAHOCTH (PHHAHCOBOM OIle-
[ICHTHOH CTaBKH.

MM Ha SKOHOMHKY. Y poeeHb HHmauuu. HMaaexc un-
rom uHOQAmME. [IpocTtas yyeTHas cTaBKa ¢ yHETOM
jeroM uHOIEILNE. BpyTTO-CcTaBKA, HeTTO-CcTaBKa. [lo-
ICTEHHS pealbHOH JOXOAHOCTH (PUHAHCOBBIX OHEPA-

ceHPUKANNS,

HAaHCOBOH PEHTHI M €€ NapaMeTpOB. BHIBI PEHTHI H
IO ¥ IpeHyMepaHno. ['00Bbie B p-CPOYHBIE PEHTEI
: U Deccpounble peHThl. BepHEbIe ¥ YCIOBHEIE PEHTHL.

Kka mwiarexeil. CoppeMeHHasg CTOMMOCTH IIOTOKA
TexRei.
i CTOMMOCTH ITOTOKA IiaTexei. Brsoa dopMyn nis
[HOM YacTOTHl HAYHCICHHUS poLleHToR. OnpeaencHue
penuTa, MPOLEHTHas cTaBKa. DopMya HapalCHHOH
[t ponn.




Brsoa bopmyn 1 pacdera COBpeMeHP-IOﬁ CTOHMOCTH TOTOKa myatexel, Brisox gopmyi
A paslIidHOrO YU Ia marexel B roay " pasg THYHOH YacTOTHl HAYMUCIISHs HpOHeHTOB. Onpe;[e-
JIEHWE IapaMETPOB PEHTHI: Pa3MEp IMNATEXa, CPOK KpeduTa, IPOLEHTHAs cTaBka. (PopMyna coBpe-
MEHHOH BeJIMYHHEL IOTOKA IIATEKEH.

Ilporao3upoBaHye NEHEXHBIX ITOTOKOB IPEANpPHATEHS. METOAE IIPOrHO3UPOBAHKS JIEHEK-
HBIX IIOTOKOB. Merox HopMamusannd, Metox ycpenuerns. KoHIenus XH3ueHoro uuoia, Metos,
3KCTpanoAUKK. MeTton Haumydmell pe3ynsTaruBHOCTH. MeTon MakcUMH3aIMK 3arpy3ku. Ornrh-
Mu3anus (PHHAHCOBBIX MoKazaresiel. ONTEMH3RINA JeHEKHBIX HOTOKOB. MOJeIH AMHAMAYECKOrO
aHaT3a.

Tema 9. @unancosblie peIHKH. IIporHO3HpOBaHAe NOBeaeHHH PUHAHCOBBIX PHIHKOB.

MexaHn3M MapKUHAITBHOH, HITH PLI4argsoi, Toprosiuu. OCHOBHBIE METO/IBI AHATH3A H PO~
THO3HPOBAHUS (PHHAHCOBBIX DHHKOB: OyHIaMEHTANBHEIN, TEXHHICCKHH, KOMITLYOTEPHEBIA H IICHXO-
noruveckuil. IlpaBuna Mo ynpapiIeHMIO KAlTHTANIOM H pHCKaMH NPH peajlbHOl Topropie. Pasmuu-
HBIE TOPTOBRBIE TAKTHUKH.

TeMbl NpaKTHIECKAX 3aHATHIA

Tema 1. Pemenwe 3ama4 ¢ HCIONB30BaHKMEM CTABKH C/IOKHBIX TPOLEHTOR,
Tema 2. Beruucnenne Oymymell cTOMMOCTH MOTOKa IIaTexel Ui pas/IMYHOrO YMCIA [aTexei B
roJy ¥ PasJIHYHOH 4aCTOTH HAUYMCIECHMs IPOLEHTOR.

S. OBPA3OBATEJIBHBIE TEXHOJIOT'YMH

Onepeodicaiowjas camMocmoamenvHan pafoma — U3ydeHne CTYASHTAME HOBOI'O MaTepHaa 10
€T0 H3JIOXCHHA MPEIOIaBaTe/IEM Ha JIEKIHH M JPYTHX ayIUTOPHBIX 3aHATHAX,

Komneiomepnuie unpopmayuonneie mexnonozuy — IpAMEHEHHE KOMIIBIOTEPOB A JOCTYIA
K MHTepHET-pecypcam, HCIIOIb30BaHHE 00YJar MK IPOrpaMmM ¢ UENBI0 paciuuperus HHGOPMAIIH-
OHHOIO IT0JIA, IOBBIIICHHS CKOPOCTH 00paboTKH U nepenadr HH(popMauuy, obecnedenus yaobcraa
npeobpa3oBaHuA U CTPYKTYPHPOBaHHS HHOOPMaUMH A TpaHChOpMalliy €8 B KOMITETCHIHH,

Hpobremnoe ofyuenue — CTUMYNHPOBAHHE CTYAEHTOB K CAMOCTOSTENBHON «TEHEPAIIMM
3HAaHWH, YMEHMH H HAaBBIKOB, HEOOXOMUMBIX JIN4 PEIleHHS KOHKPETHO Ipobiemsr;

Konmexcmnoe o6yyerue — MOTHBALlUA [CTYICHTOB K YCBOECHHK) 3HAHHMH MyTeM BBISBICHHS
CBA3eH MEXKIY KOHKPETHBIM 3HAHHCM H IO NPHMEHEHHEM,

Oby4enue na ocHoge oneima — aKTUBHRAUHS [103HABATENLHON AEATENRHOCTH CTYAECHTA 3a
CUET acCOLHAMHY €ro COOCTBEHHOTO OIIBITA C HPSIMETOM H3YUYEHHS.

6. OHEHOYHBLIE CPEJICTBA JJIA TEKYIHIEI'O KOHTPOJS YCIIEBAEMOCTH,
MPOMEKYTOYHOU ATTECTAIMH ITO HTOT'AM OCBOEHUSI JTUCIATLIVHbI
1 YYEBHO-METOAUYECKOE OBECHEUEHUE CAMOCTOSATEJIBHOM PABO-
ThI CTYAEHTOB

CamocrosTenbHas paboTa cTydeHTa (BHe ayTHTOPHA)

CamocrosaTenbHad paboTa CTYJEHTOB OpH3BaHa cHOPMHEPOBATL Y HETO TAKHE 3HAHMA, YME-
HY¥S M HaBBIKH, KOTODBIE CIIOCOOCTBYIOT CTAHOBIEHHIO HAYYHO MOITOTOBICHHOIO CIELHATHCTA,
KBATUGOUIMPOBAHHO H OTBETCTBEHHO BBIIOIHAOLIETO HA IPAKTUKE CBOHM IPOdEeCCHOHABHEIE 005-
3aHHOCTH.

B cBs3u ¢ 3THM, CTYIEHT BLUIONHAET CIAAYIOIINE BHABI CAMOCTOATENLHOM paboThl;

1. Ilooeomosxa k aexyusm. CTYISHT DOJDKEH HMETh TOTEHIMATLHBIN 3204 3HAHUI [0 Teme
Oynymei nexupun. g 3Toro HeoGXOaMMO;

- O3HAaKOMHTBCA € NIEKIHOHHBIM MaTEPHANIOM, H3JI0KEHHBIM B YUeOHHUKAX, SIEKTPOHHBIX HC-
TOYHMKAX H T.IL.;




- U3YYHTH KATETOPHH H IOHATHS, KOTOP

- O3HAKOMHTBCS ¢ JUCKYCCHOHHBIMU IIp

- MOATOTOBHUTH BOIIPOCH], TpeOyromue
JEKITUH.

2. Iloozomoeka K npaxkmuueckum 3aHs
HPUMEHHMBIX (OpM H3y4eHHS y4eOHOro mare
ACHHH TIOCTaBJIeHHbIX BonpocoB. Ha vHux o6y
JNAXOT 3HAHKA, IIOIYYSHHEIE HA APYTHX BHJAX 3
TOBKA K MPaKTHIECKUM 3aHATHIM IIpeAnonarae

b6 OVIYT HCIIONB30BAHEI B JIEKIUH;
pONMeMaMy OYIyLIEH NEKIUH,
PA3BACHCHHA HIH 0O0BSICHEHUA B X0e HIJHOKEHHSA

musm. 1IpaKTHYECKOE 3aHATHE — OJlHA H3 LIHPOKO
pHasa, 3aKIIYalomancad B OPraHu30BaHHOM 00CYXK-
ArOIIMECs YIMyONIAI0T, CHCTEMATH3NPYIOT ¥ 3aKper-
AHSTHH H B XO4€ CaMOCTOATE/IbHOH pabotel. Iloaro-
T

- H3yYCHHE MATEPHAIOB NEKIMH, yueORNKOBR, y4eOHBIX NOCOOMI, TEPBOMCTOYHHKOB H Ma-

TEPHATIOB B 3IEKTPOHHBIX CPEACTBaX HH(pOopMal
- GOPMUPOBAHHE YMEHHA BLIIENSATH Mp
CTAaBJIEHHBIM BOIPOC, KAK B NMAHE IPAKTH4YE]
CTYUCHTY;
- hopMHpOBaHHe yMeHHd 0000UETh H;

102070
pOIIEMHBIE BOIIPOCEI, OTBCYATE II0 CYWCCTBY Ha II10-
KOTO 3aHATHA, TaK H B WHIAWBHAYAIBHOM 3aJaHHU

!y‘IaCMBII:’I MaTepuall, a TaK¥KE CTPOHTL AOCTATOUHO

yOeauTeNbHEIE H apTYMEHTHPOBAHHEIE, 000CHOBAHEEIE BHIBO/IBL,

- BEIpaOOTKA HABLIKOB CAMOCTOATENHHO
nATh OubHorpaduio WM CIUCOK IUTEPaTyPhl
H3y49aeMoi npofieMe, KOTOphle HeOOXOIUME
NPOSKTOB B APYTHX BHAOB COOOIIECHUIA.

3. CamocmosmenvHas paboma npu nod
KOHMPORA 3HAHUU.

FO IOUCKA Hay4yHOH WHGOPMAIIHM, YMEHHS COCTaB-
IO TEME, YMCHHS LIUTHPOBATh IEPBOMCTOYHUKY NO
[ IPH COCTABJIGHHH IOKTIANOB, 3CCE, HPE3CHTALMM

)20mMOEKE K PASTULHBIM HOPMAM NPOMENCYIMOYHO20

- OCMBICIIEHHE H CHCTEMAaTH3allud 3HaHUH, OOTYICHHBIX Ha JNCKNUAX, IMPAKTHYCCKHX 3aHdg-

THSX, B X0J€ CaMOCTOATEIRHON paboTh;
- 3HAKOMCTBO C BOIIPOCAMH /171 CAMOKO}
- obpameHNe K paHee H3YYCHHEIM MaTe
- BBIJIENICHHE HETIOHITHEIX BOIIPOCOB H
H3ydenue naHHOH MUCHHTUTMHEI TIPS
TENBLHOH paboThl CTYAECHTOB:
O3HAKOMHTECS C JIEKIIMOHHBIM MaTepHa
TOYHHKAX U T.IL.;

BBIIIQJIHEHHE TECTOBBIX 3adaHHii;
H3Y4eHHE OCHOBHOM H JONIONHUTEIBLHOH

TeMbl BbIHECEHHBIE HA
Ipocras yueTHas cTaBKA.
Bexcens, onepannu ¢ BeKCEIIMH.
Wndamis.
[Toroxu nnatexelt U ux KiaccuUKaIy

N

CaMOCTOATENBHOES BHINOIHEHHE 38 aHHH;

HTPOJIS H UX YACHEHHE,

pyaaM 10 Kypcy;

OpallieHre 32 KOHCYNIBTALMEN K [IPEIOIABATETIO.
DJIaraeT BLIIOIHEHHE CISOYIOHIMX BHIOB CAMOCTOMN-
UIOM, U3JIOMKEHHBIM B y4eOHUKaX, JEKTPOHHBIX HC-
te

JTUTEPATYPEL

CaMOCTOATEILHOEC HIYUCHHE

1.

(PUHAHCOBEIE PBEIHKH. HpOFHOSHpOBaH]iie HOBCIHCHHA QJHHaHCOBBIX PBIHKOB.

KOHTpOJlebIe BONPOCHI A1 OIICHKH KAYe¢CTBA O0CBOCHHUSA THCHHAILIINHBI

1. Hapamesnue mo mpocTEIM [IPOLEHT]
Hex ceyn (ACT/ACT, ACT/360, 360/360).

HEIM CTaBKam. Pacuer IPOOEHTOB AJIA KpaTKOoCpoy-




2. lepemeHHEIe CTABKH NPOLIEHTOB. []
CTHPOBAHHUE.
3. Iloramenwe 3aI0IKEHHOCTEH JacT)
TOJ, TOPTOBLa, CPaBHEHHE.
4. JIMCKOHTHpPOBAaHWE IO MPOCTHIM IIf
CTOHMOCTD, IpuBeneHue. MareMaTHdeckoe oy
OpOLEHTHOH CTaBKeE.
5. CpaBHEHHE Pe3yNbTaTOB HapalCHH
VYETHBIM CTABKaM.
6. KoHBepcHsa BaMIOTHI U HAPAIIEHHUE Tf
7. HauucneHHe CIOXHEIX TOIOBBIX I
Ka HapalleHusa Npy IpoOHOM JHCIIE JIET,
8. Haparresue nponesToB m-pas B roj
9. IlomATHe HOMMHAIBHOR U 3 DEKTH)
10. JluckoHTHpOBaHHKE MO CNOXKHOM CTa
11. Onepanun co CIOXHOU YUETHO} CT
12. Homunaneuas u sbdexrrsnas yuen
13. Hapamenrne o yueTHOli cTaBke.
14. CpesHue IpOLIEHTHBIE CTABKH.
15. Hanoru Ha nonydeHHsie IPOIEHTE
16. Uudnaups: @HOEKC [eH, TeMa HH
CYMMa C y4eTOM IIOKYIaTeNnbCKOH CrocobHOCT
dasuKoHHas npeMus, 6PYTTO-CTaBKa U ee HaXo)
DALMY C YYETOM HHGVIALMH.
17. TloToxku nmnarexel, puHAHCOBAA P4
INaTeKeH — HapallleHHas CyMMa, COBpeMeHHas
18. IInanwpoBaHHe [OTAINEHUA 330N
HBIe BapHaHTHl B3HOCOB); TIOTalllEHHE ONra B

[epemennEle cyMMEI Neno3aTa Bo Bpemenu. Pennge-
AMH. YAaCTHYHLIC IIJIATEXKH — aKTyaprIfI METOO, MEe-

DOLIEHTHEIM CTAaBKaM: y9eT, JUCKOHT, COBpEMEHHAs
CKOHTHpOBaHHe. bankoBckwii yyer. Hapamenue no

A H JUCKOHTHPOBAHHA TI0 IIPOCTHEIM NPONEHTHEIM H

POLIEHTOB.
ouentoB. Gopmyna Hapammenus. [lepeMenHas cTap-

[y.
BHOU CTaBKU.

BKE.
IBKOH.
Had CTABKA.

B CJIy4ae MPOCTHIX H CHOXKHEIX IPOLCHTOB).

(hrauMK 3a MEpHOX; 38 N-IIEPUOJIOB; HapalleHHAs
M (B CTyYae IPOCTHIX M CIOXHBIX IPOLEHTOR, HH-
PKACHHE, H3MEPEHUE JOXONHOCTH PUHAHCOBOM ome-

PHTa, aHHYATET; 0000IIaoIue IapaMeTphl IOTOKA
CTOHMOCTE, HX CBA3b.

(CHHOCTH: CO3[JaHHE IOracHTeNBHOro (oHma (pas-
PaccpouKy (pasHble CIOCODEI), NBIOTHEHIE 3afMBI K

KPEIMTHI (AHAIN3 IOTEPE); PECTPYKTYPHPOBAHHUE 3aiiMa.

19. MnoTe4nsle cCympl: ¢ pOCTOM IINa]

rex(eﬁ; C JbIOTHBEIM [CPHOAOM; ¢ HMEPHOIHYECKHM

H3MEHCHHEM MIPOLECHTHON CTABKH, C NEPEMEHHOM IPOLCHTHOMH CTaBKO.

20. Pacuersl IO HIIOTEYHBIM CCYIAM: H
napTHad MIOTEKA C HEIIONHBIM MOTalieHHeM 33
JOINTa; CCYIa ¢ NEPHOAUYECKHM YBETHYEHHEM B

eNMUY¥HA B3HOCA; KO3DPUIUEHT PacCpOUKH; CTaH-
IOJKEHHOCTH H BBIIJIATOH B KOHIIE CPOKA OCTAaTKa
BHOCOB.

21. M3mepenue HoXonHOCTH: 3QbeKTUBHAS CTABKA; IONTHAS JOXOIHOCTE, BHYTPEHHSA HOp-

Ma JOXOOHOCTH, YPABHCHHC 3KBHBANCHTHOCTE

YIEpPXKaoHeM KOMHCCHOHHBIX.

22. JIoXonHOCTb KYILUIM-TPOJaXH (hHnas

TU(HKATA.
23. JlonrocpodHEle CCyAbL: ¢ IEPHOIMY
PacxolaMH 10 JOJIFY; HEPEryIApHBIH IOTOK I3
24. OOmuranuu: OCHOBHBIE ITAPAMETDEI;
CpaBHEHHME IOXa3aTelNel TOXOMHOCTH o0auranwy
25. Merons! olleHHBaHWS 3aliMOB U 061

. I[OXO)IHOCTB CCYIHBIX 1 YYCTHBIX onepaunﬁ C
1COBBIX HHCTPYMEHTOB: BEKCEI, JEIO3HTHOI O cCp-

IECKOH BBINIATOH IPONLEHTOB; C IIEPHOTAYSCKUMHU
TEXKEH.

BHIBIL; M3MEPCHHE JOXOAHOCTH B Pa3HBIX CIYYasX;
i,

TTal UK.




26. [Ipod3BOACTBEHHBIC MHBECTHIMH:
HBIX UHBECTHIMI; 9UCTRIA NPHBEISHHBIA 10X
CPOK OKYIIa€MOCTH; MHACKC JOXOJHOCTH.

27. JIM3UHI: OOHATHE, BUIBI, CXEMEI ]
TPaKTy; METOJBLI PACYeTa JIM3UHIOBBIX IIATEKE

28. Ilommas JOXOJHOCTH LIEHHBIX OyMa|
Tenb 3QHEKTUBHOM JOXOTHOCTH, IIOKA3ATENH JIf

29. Mogenp ONTHMH3AUHH PHCKOBOI'O
LMY,

30. DddexTuBHEIL pHCKOBBIT OpThET

3agauu 1A OeHKH Kavg

1. Ccyna B pasmepe 1 000 000 aewn. exn.

roja BKIOUMTENBHO oA 18% rogoseix. Ompe
IICHHE TPEMS NIPaKTHKaMH pacyeTa.
2. bank mpefaraeT BKIAIYMKaM Ciley
IIEpBOE NOYTOIE — IPOLEHTHAs cTaska 12% 1
pactaer Ha 2,5%. IIpONeHTEl HauUCIIAIOTCS TOJ]
OrnpenenuTe HapalleHHYIO CYMMY 3a TOJ, €cC]]
400 000 mew. en.
3. Kiuent nmomectun B 6ank 500 000 ng

3 MecAna, ecH 3a IEPBEIH MECHl HAYMCIIAOT]

KaKBIA NOCIETYIOINI Mecsl MIpOieHTHAs CT
J3auued IpOmeHTHOrO Joxona?

4. Kakoli BETHYMHEI JOCTUTHET JOJIT, P

clIowkHO# cTaBke 15 % rogoeerx?

5. Cymmy 1 0008 pasmecTriH Ha Hemosy]

6 % rozosex. Kakyro cyMMy CHHMET BKJIA UMK
HBIE [IPOIICHTEI)?
6. Kaxo#l kamuran HyXHO BIOKHTE Cer
10 ner w 8 mecanes yBenuunncs Ha 60 000 gen.
7. Kaxo# BeJIHYMHEI JOCTHIHET JOIT, P

craBke 15 % roJoBEIX, €CH MPOUEHTHl HAYKMC])

€KEMECAYHO, T') HEIIPEPLIBHO?

8. Kakoit xanwran Geu1 BHECeH B 6ank,

cTaBKy 8 % H 3-MecSIYHYI0 KauTaIu3aluIo,
CJIOMHBIX [TPOLICHTOR?

9. Ber nomyunnu B Oanke ceymy Ha 2 1
Gauky rogosoi poxozx 100 000 men.en. Ompen
CIIOXKHYIO).

10. Omnpenenwre, yTo BRITOAHEE: 3a 3 rd
BBIX?

11. Bexcens Beigal Ha cymmy 1 000 00
yaen ero B 6anxe 23 cenrsOps mo y4erTHoi ¢
CYMMY U JUCKOHT.

XApPaKTEPUCTHKE 3P(QEKTHBHOCTE NMPOH3BOICTBEH-
0, BHYTPCHHARZ HOpMa HOXOIHOCTH; JMCKOHTHBIN

[OTAlICHHS] 3aJ0/DKEHHOCTH IO JIH3HHTOBOMY KOH-
.

I, TeKyIlas A0XOOHOCTh, KYNIOHHAA CTABKA, MOKa3a-
DXOJHOCTH ¢ YYETOM HAIOT000M0MKEHH .

noprdena: MOZENb ABYXKPUTEPHAIBHON OITHMU3A-

b U3 IBYX aKTHBOB.

}CTBA 0CBOCHHAS THCIMILTHHEI
BeIgana 20 sHBaps 10 5 okTAOpst HE BMCOKOCHOIO
NETHTEe CYMMY J0ra B KoHue cpoka? HafauTe pe-

TOUIHE YCIOBHA [0 CPOYHOMY FOJOBOMY AEIO3HTY:
'OJIOBBIX, KAX/IBIM CIENYIONINY KBAPTaI CTABKA BO3-
BKQ Ha IICPBOHAYANBHO BHECCHHYIO CYMMY BKJIana.
M BKIAJUUK [IOMECTHNI B OaHK Ha 3THX YCIOBHSAX

H. e1. Kakosa OyneT HapalllenHas cyMMa BKJIafia 3a
4 NIPOCTHIE MPOUECHTHL B pasMepe 10 % romoBerx, a
ABKa BO3pacTaeT Ha 5% ¢ omHOBpeMeHHON KamuTa-

iBHEIA 1 000 000 nen. ex. uepes 5 net mpu pocte 1o

F io Boctpebopanm 13.01.2011 mox cnoxuyro cTapKy
.09.2013 (B cMeLIAHHOM METO/IE HCTIOMB3YIOTC TOY-

DIHA, 4TOOEI OH BMecTe ¢ 8 % TOIOBBIX B TEUEHHE
en?

aBHELA 1 000 000 nen.exn., gepes 5 neT mo CI0XKHOM
[IOTCSA: &) OJHMH pa3 B roiy, 0) eXeKBapTalbHo, B)

€CIH OH, BJIOXKEHHEBIA Ha 7 JIET HOX IPOLEHTHYIO
yeemumauncs Ha 30 000 men.el. mpy BBIMMCICHHM

ona B pasmepe 5 000 000 nen.en. Ceyna npunecna
eHTE roJOBYIO NPOHEHTHYIO CTABKY (NPOCTYIO W

2 YBEJIHYCHHE BKTIa/a B TP pasa Wi 46 % rojo-

IeH. en. ¢ yrnaroit 17 noabps. Bnanenen sexcens
rapke 20 %. Omnpenesurte NONy4YeHHYKX IpH yueTe




12. 3am0/DKEHHOCTs 1[I0 JIOTOBOPY O[HOTO IMPEINPHUSTHA I€ped JpPYTHM  COCTABIIET
10 000 000 men. en. CornacHo yCIOBHSM JOTOBOPA, 33J0JDKEHHOCTE MTOTANIAETCS BEKCENeM Ha JaH-
HyI0 cymMy. Cpok oOpalueHus JaHHOTO BEKCEN — 1 rof ¢ MOMEHTa ero [ONy4eH S IpeIIPHATHEM.
Yepes nonroga Bexcems OEUT yYTeH 1O MpOCTQHt cTaBke 3 % romoBbix. ONpeneauTe MOXYYeHHYIO
CYMMY.
13. Onpenenuts TeKymyo i OYIYIIYIO|CTOMMOCTE AEHEKHOTO IIOTOKA OOIIEro BAA:

a) 700 800 0 100 800 900 650 400

i=4% i=4% i=6% 1=6% =6% i=9% =94
6)

400 100 400 500 1000 1000 650 400

Ll

14. Tloracuts ccyay paBHBIMH NOyTOAPBLIMA [IATEXAMH B PABHEIMH CYMMaM¥ OCHOBHO-
TO Jlofra, BBINAHHYX B pasmepe 140 tsic. pyp. moa 12% romosbix Ha 3 rofa ¢ MONYTOJOBBIM
HaUMCIEHHEeM IIpONeHTOB. COCTaBUTh TNaHBI IQrauleHus CCy b

15. Iloracurs ccyny B pasmepe 450 Tric| py6. 3a 1,5 roga ¢ €XKCKBAPTAILHLEIM HAYHCIIEHHEM
IIPOUEHTOB NOA 28% rONOBRIX PAaBHBIME KBAPTAIbHBIME IUTATEXAMH C OTCPOUKON HIaTeXa HA 2
KBapTana 0e3 BbIULIATEL IPONEHTOB, PacueTs! 0¢yINecTBUTh O IPOCTHIM NPOLEHTAM, IO CIOKHBM
HpOLIEHTaM.

16. Iloracuts ccyny B pasmepe 380 Twic. py6. 3a 1,5 roga c ITONYTOAOBEIM HAYHCACHHEM
NpoueHToB Mo 22% rofOBLIX PAaBHBIMKM IMOIYTOMOBEIMH ILIATEXAMH C OTCPOYKOH marexa ua
ONHO NOJIYTOJHE C BBILIATOH IIPOLEHTOB.
CIOKHBIM NPOLIEHTAM.

17. Kpemut B pasmepe 350 000 nen. en. Bblmaw Ha 2,5 Toma. Ilo YCIOBHAM JOTOBOpA
HAaqHCICHHE NPOLCHTOB IPOM3BOIUTCA IO CIOXKHOM yd9eTHOH cTaBke 12 % romoseix. Ompeneuts
HApAlICHHYIO CYMMYy, €CIM NPOUESHTH HAYMCISIOTCA: a) €XErOZHO; 0) IO NONYroausM; B)
€KEMECHAYHO; I') HEIPEPEIBHO?

i=3% i=3% i=7% i=8% 1=8% 1=9% 1=9%

aCHCTbl OCYIIECTBHTE MHPOCTEIM IpoOeHTaM, IO

18. Bexcenb HOMHHANBHOM crouMocThId S 000 men. en. u CPOKOM OBpallleHHs ONWH TIof
YHTEH 33 6 MECANEB J0 OKOHYAHHS CPOKA €ro OPpAIleHNs [0 HOMHHATLHON YUETHOH cTagke 10 %
rofoBbIX. HaliTu cTOMMOCTE BeKCeNs Ha MOMEHT €T0 y4eTs, eciu OTIEPALHS YYETA IPOU3BOXHTCS

CKEMECAYHO.

19. Bexcens yuren B Gamke mo ydeTHo#t craske 18 % romoseix 3a 150 nmed 1o ero
noramenus. Branenenu sexcens momygrn 925 000 newn. ea. Onpenenute HOMUHAT BEKCEIA.

20. HaliouTe BeNU4HHY AUCKOHTA OT CYMMBI 3a/JOJDKEHHOCTH B pasmepe 50 000 pen. en. 3a
NONroJa o IpoCToH y4eTHol crapke 1,5 % B Mecs.

21. lennas Oymara Ha cymmy 500 000 jien. exn. yurena 3a 3 roga 1o CpOKa MOTatueHus 1o
CIOXHOH yueTHOH cTasKe 15 % romoreix. Kakoba cymma muckonta? Kak W3MeHHTCH IHCKOHT IpH
CIKEMECTIHOM JUCKOHTHPOBAHHH?



22. Bexcemb HOMUHATbHOR CTOMMOCTBE
32 2 Mecama A0 OKOHYaHHS Cpoka obparie]
HaiizuTe cTOMMOCTE BeKCelst HA MOMEHT €r0 Y9

23. JlBa Bkuaga o 100 000 gmew. en.
IlpuaeM omua Bxiaj OBLT pasMeIleH IO IPOC
IEpHOJ IEHBI Ha TOBaphl W YCIYTH BCIEIC]
pealbHBIE HAPAMICHHBIE CYMMBI T10 K&XKI0MY U3

24. TlepBoHagankpHas cyMMa BKIaJa COf
nox 14 % TrofoBEIX C E€XEMECAYHOM KallHTa
CpeIHMI TOAOBOH TeMI WHOIINME Ha YPOBH
YYETOM MHQIIAIIHH.

25. ExemecsqHBI TeMn WHQIAIMH CO
cToumOocTh BKNaza B 200 000 meH. en., xpausiie
7 Mecaues no craske 10 % IPOCTEIX MPOHEHT
3aJaHHYIO JOXOMHOCTb.

26. Omperennate 11e1€C00OPa3HOCTE MIO]
IPOTrHO3UpyeMbIH TeMIT rudsmuy 15 %.

27. Kpemut B 300 000 nen. ex. Beiaetd
aroT nepuol 8 % B roa. Kakyio claoxHYIO npq
00eCHEeIUTs PEeaTBHYIO [JOXOHNHOCTE KpPEH
HapalleHHYIO CYMMY JOJTa.

28. Ompezeneno, YT0 JOXOZHOCTE KOMM
JomkHa OviTe 5 % rogosex. MssecTHo, 9To ro
Onpenenure NPOLEHTHYIO CTABKY 110 JAHHBIM B

29. baBK BHIAN KpeouT Ha 3 Mecsla
TeMn HHQUAIUA — 2 %, TpebyeMas peanbias Jd
CTABKY IPOLIEHTOB 10 KPEJUTY ¢ yIeToM udis

30. Ccyna B pazmepe 1 000 nen. en. g
HaYHCIIAIOTCA 110 CIOXKHOH CTaBke, paBHOH 18
roji. Onpeaenure pealbHy0 JOXOJHOCT HHBEQ
JOXOZ.

Bonpocsi g

Bpemennas cyniHOCTE JeHeT.
DopMyia HapameHHOH CYMMEI 110 ¢
AHTHCHNATHBHBIH MeTon. Tekymee
CnoxHBIE NPOLEHTE], HETTO-CTABKA,
HedukcuposarHas npoctas nponex
CrroxHas NPONLEHTHAS CTaBKa C KOH
TOB M Pa3s B FoJy.
7. HeduxcupoBaHnas cTaBka CI0KHBIX
8. Co)Has IPOIEHTHAA CTABKA ¢ KOH
TOB HECKOJIBKO pa3 B IOy,
9. Qopmyra HapaleHHOH CyMMBI IO CJ

R

b 1 000 new. em. u cpoxoM obpamienys 2 rofa yates
MA O CIOXKHOH ydeTHOH craBke 10 % TromoBLIX.

€Ta.

DBUTH PA3MEIIEHE! Ha 3 roga noa 12 % romoBBIX.

ThIE MPOLEHTEL, a APYTOit — moa CHOKHBIE. 3a 3TOT

rere MHQIIUME BeIpocid Ha 135 %. Omnpenenure

BKIaO0B.

crasnger 6 000 meH. en. Bxuan pasmeinen Ha 3 rona
uzanyedl. B TeyeHHe cpoka BKJIAa OXKHOAETCS

=Y
L

7 %. OmnpenennTe HapameHHYI) CYMMY JcHer ¢

crapmaeT 2 %. OnpelenHTe peansHO HAPAIICHHYIO
rocs Ha cyeTe A0 BocTpeOoBaHus B OaHke B TedYeHHe
pB. Ompejenute OpyTTO-CTaBKY, 0GeCIeUNBAIOIIYIO

MEIOeHUS CpelncTB Ha roj nox 20 % roaoBeIx, eciu

1 Ha 2 ropa. [IporaosupyeMert Temn uHQISINHE Ha
PIEHTHYIO CTABKY JOJDKEH Ha3sHAYMTH OaHK, yToOBI
rHOM onepaunn 10% rogoeeix. Onpenenute

[epyeckoro 6aHKa 1o BKIIaaM «I0 BOCTpeGOBaHus »
NoBOH TeMN HHGISUHK cocTangeT 11 % rogoseIx.
KJIaJaM.

B pasmepe 6 000 nen. en. OxkumaeMEll MeCs4HBIA
XOAHOCTh onepanuu — 12 % rogoeex. Onpeaenure
1[{H, BEIHYHHY HADAIICHHOH CYMMbL.

DIIyHeHA MPEAPUATHEM Ha cpoK 5 ner. IlponenTsl
% ronosbix. PacuerHslit Temn undmamuu 11 % B
TOPa 0 NAHHOH ONEepalliy, 4 TAKXKE ero peanbHhIi

NOATOTOBKH K 3a4eTy

XEME OPEHYMEPAH/IO.

BHAYCHHE.

HAYHCJICHHE MTPOLEHTOB HECKOIBKO Pas3 B roAy.
THag CTaBKa.

IBepCHeH BaTIOTE Ha pyOmu. Haumcnenune mpomcH-

IpOLEHTOB. JeKYPCHBHEIH METOA,
[BEpCHEH BAMIOTEI Ha pyOun. Hawncnenue mpouen-

keMe [IOCTHYMEpaHIo.

10. CnoxHas HpoUEHTHasA CTaBKa ¢ KOHBepcHeH py6ied Ha pamory. Haumncirenue npomes-

TOB HECKOJBKO paz B FOJY.
11. Twmurel Bexceneit.




12,

romy.
13.

H (IlpaHLIYBCKa)I METOJHNKH HAYHCICHHA ITPOLCH

14.
15.
16.
17.
18.
19.
20.
21.
22,
23.
24,
25.
Tofy.
26.
27.
28.
29.
30.
31.
32.
33.

MHOKHTEIIB.

34,
35.
36.

K4 Iu1aTe)xei.

37.
38.
B rojy.
39.
40,
41.
42,
43,
44,
pa3 B rogy.
45.
46.
47.

CraBka CI0KHBIX HPOLCHTOB € VY

€TOM MHQANMYE. HauucneHue MpOLEHTOB m pa3 B

Hpocras nponenTHas ctapka. PopMyna HapameHHOH cyMMEL ['epMaHCKas, aHTTHICKas

[OB.

[loTpebutensckuit kpeauT. Meroa paBHOMEPHOH BEILIATH IponeHToB. APR — cTasxa.
AHTHCHIIATHBHBIA MeTOJ. BEIYHCIEHNE TPOLUEHTHOH CTABKH

IIpocThle NPOUEHTEL ¢ KOHBEPCHEH
AnTucunatuBHef MeToa. Cpok HCl

BATFOTHI Ha pyOuia.

OJIB30BAHKA KpEnHTa.

Crioxaas y4CTHaA HETTO-CTABKA, HEGIHCIICHHE IIPDOLIEHTOB HECKOJIBKO pas3 B Ioay.

Kpenut nop 3anor (1oMGapIubi).

[onsaTae MHIAIME. Y pOoBEHE HHG
HexypcuBHEIH MeTon. CPOK HCIIONE
IIpocras ygeTHad HETTO-CTABKA.

Ay, MHnexe uHdIaumu.
30BaHHSI KPeXUTa.

JlexypcuBHEt MeTon. Texyinee sHAUCHHE.

IIpocTas HETTO-CTABKA.

CnokHble IpoOIeHTEI. JIeKyPCHBHBI METO] HaYHCICHHS IPOLEHTOB HECKONLKO pa3 B

DopMya COBPEMEHHO#H BETHYHHEI
PacgeTHbIi cueT.

HpOCTaﬂ IIPOLICHTHAA CTaBKa € YHCT
JexypcuBHBIA MeTOA. Beraucenue
OI.[GHK& CTOHMMOCTH O6JII/II‘B.I.IPII71.

PEHTEL

OM HHQISUHA.
IIPOLIEHTHOH CTABKH.

CroxHEbIe MPOeHTH. HeKypCHBHBI METO/| HAMMCIISHHS IPOLUCHTOR m pas B Oy,

[Ipoctas yueTHad cTaBKA ¢ yYETOM
IIpocras npoueHTHas crapka. Tex

HHQILHY.

ymee 3HayeHHe. JIMCKOHTHpoBaHuE. JMCKOHTHEIHN

Brrurciienue Cpoka peHTH ([I0CTHyMepaHIo, IPEHyMEPAH/Io).

IIpocras yueTHad craeka. [loustue

BCKCCIIA.

Onenka CPOKa HCIIONIBE30BAHHUA KPCAHTOM IIPH aHAIH3C HpHBeﬂBHHOﬁ CTOHMMOCTH IIOTO~

SddexTrrHAA TOI0Bas IPOLEHTHAS
Croxgas y9eTHas CTaBKa C YYETOM

AnTUCHNIaTHBHEI MeTo1. Hapare
CIlo’KHBIE IPOLIEHTS, HETTO-CTaBKAl
CxeMBI NoranieH|s CCYIbl OMHOMY

CTaBKa.
HHQIMY. Hauncnerre NpoueHToB HECKOIBKO pas

Has CyMMa.
HaYHCIIEHHE IPOLEHTOB M pa3 B rofy.

KPEUTOPY.

Onenka HpOHGHTHOfI CTaBKH TIpH aHalH3¢ HpHBeﬂCHHOﬁ CTOHMOCTH IIOTOKA IUTaTeXeH.

OCHOBHBIE OHEPallHH C BEKCEIIAMHA.

CTaBKa CIOXHEBIX IIPOLCHTOB € YUCTOM HH(iJ.TIﬂI_II/IH. Hauncnenune IIPONCHTOB HCCKOJIBKO

HeduxcrpoBansas cTaBKa CIIOXKHBIX IPONEHTOB, AHTHCHIATHBHELL METO/I.
IIpocTeie MpoLEHTEI ¢ KOHBEpCHeH PpyDiiell Ha BATIOTY.

OO1mas cxema KpeJMTHEIX Oneparih.

L

48. Ouenxa MPONEHTHOH CTaBKH IIOTOKZ IUTATEXKEH (TOCTHYMEPaHIO, IIPeHYMEPAHI0).

49,
50.

TOB I11 Pa3 B I'oay.

51.
52.
33.
54.
35.

IMoTox mnartesxei. [lonaTre auHyHT

eTa. Kinaccnukanus GuHaHCOBLIX PEHT.

CroxHas npoueHTHas ¢TaBKa ¢ KoHBepcueit pybied Ha samory. HauncieHue npouen-

OcHopHEIe DaHKOBCKHE ONEpPaIIHH.
CrnoxxHas yqeTHas CTaBKa ¢ Y4ETOM
HporrosupoBaHue NEHEKHBIX TTOTO

uadaanyn. Hagncnenre nponeHToB m pas B romy.
KOB IIPEAIIPUATHA.

MeTtoant IIPOTHO3HUPOBAHUA JCHCXKHBIX [I0TOKOB.

QUHAHCOBBIE PBIHKH. [IpOrHO3HpOB

AHIE TOBEIEHHA (HHAHCOBBIX PHIHKOB.



56. OCcHOBHEIE METOJBI aHATH3A W II OrHO3HPOBAHMS (HHAHCOBEIX PHIHKOB: (YHIAMCH-
TaNbHBIA, TEXHHIECKHH, KOMIIBKOTEPHEIH M ICHXOTOIMYECKHT.

57. IlpaBuia o yIpaBneHHIO KamuT
TOProBBIC TAKTUKH.

7. YYEBHO-METOJAUYECKOE ¥
AUCIAILT]

[

a) OCHOBHAA JIHTEPATYpa;

1. Baxpymesa, H.B. ®unancosas mare
Bepnun: npext-Meua, 2014. - 180 c.: ui. - |
(Onextpormsrit pecype]. - URL: //biblioclub.ruf

2. MeTonpl H alrOpHTMEl (PHHAHCOBO
mep. c 8HTTL.- 2-¢ H31. (
http://www.studentlibrary.ru/book/ISBN978599

3. Ammxun, C.A. Maremaruxa mis 3o
Huxonos, M.A. Mensenesa; Munucrepctso
Ypanbckuit dhenepanbupit VHUBEPCUTET MMEH
ExarepunGypr: Msparenscrso YpalbcKoro yuy
KH. ISBN  978-5-7996-1108-8 : T
/fbiblioclub.rw/index. php?page=book&id=27562

b

1

£)

0) nomonHuTe I HAR AUTepaTYpAa:

1. DnemenTapubii Kype TEOPHH BEPOATHOCTEH.

MareMaThKa [IneKTporHsit pecype] / K.JI. U
M.: BUHOM, 2014. - http://www.studentlibrary.

2. Cumnuem, E.B. Ilpmems: PUHAHCOE
IPAKTHKYM: y4eGHOe nocobue / E.B. Cuuumnpmn
cxoid Qegeparmu, Y pansckuit benepanpubii yH
H. Enbumna. - Exarepun6ypr: UsnaTenscrso Vi
qaorp. B kH. - ISBN 978-5-7996-1329.7
/Moiblioclub.ru/index.php?page=book&id=27657

3. Honrononosa, A.®. ®unancosas M3
y4aeOHOe mocobue / A.D. Hounrononosa, T.A. Iy
bromxerHOe o6paszoBarenbroOe YIpEKICHHE BEI]

DOJIBCKHH IOCYyIapCTBEHHEI arpapHbIi YHHBEp(

[
//biblioclub.ru/index.php‘?page=book&id=27748 1.

Tabmn., CXEeM.; To e

B) HEPHOAMYECKHE H3XAHNS:
1. XKypran «OuHAHCORBIT MeHEIKMERTY

2. Xypuar «<HARVARD BUSINESS RE’

3. Kypran «Bompock! 3K0HOMUKHY
A) HHTePHET-PeCcypChI:
1. http://www finmath.ru/ - CaNT, MOCBAIL

2. http://www.c-ﬁn.ru/ﬁnanalvsis/mathﬁ - M

3. http://www.siam.ore/ journals/sifin.php

MaTHKa: yyeGHoe mocobue / H.B. Baxpymera, - M

{

OM ¥ DUCKaMU [IPH PEaNbHOM TOprosie. Pasmiynbie

HH®OPMALIMOHHOE OBECTIEYEHUE

THbI (MOYJIST)

"

uOIHOrD. B KH. - ISBN 978-5-4475-2505-7 ; To xe
ndex.php?page=book&id=258793.

MaTEMaTHKH [DNEeKTPOHHED pecype] / FO-II. oy ;

71.). M.: BHHOM, 2014.

6313204 .html.
HOMHCTOB: y4eOHOe mocodue / C.A. AnruxuH, O.M,

o0pazoraHus U HaykM Poccuifckoi Qenepanun,

1 nepeoro llpesupenta Poccun B. H. Enpoumna, -

BepeuteTa, 2014, - 74 ¢.; tabn., u. - bu6muorp. B

O ke [DIeKTPOHHBLT  pecypc]. URL:
5.

Croxacruyeckue mpomeccs! ¥ huHaHCOBAS

yH, ©. AurCaxnna; mep. ¢ aurm. - 2-e u3g. (aL). -
ru/book/ISBN9785996313174.html.

bIX BBIYUCICHHH B YCIOBHAX OIpPEIEICHHO-CTH:
; MuBHCTepCTBO 06pasoBanua u nayxku Poccnii-

MBCPCUTET UMEHH nepeoro [IpesunenTta Poccun B,

paNlbCKOTO YHHBepCcHTeTa, 2014. - 65 ¢.: un. - Bub-
; To xe [DnexTporHbii pecype]. - URL:
.

JTEMATHKA B MHBECTHLHOHHOM [POCKTHPOBAHMM:
taif, [I.B. Jluteuy; ®enepansuoe FOCYIapCTBEHHOE
LLETO POPECCHOHANBHOIO 06pa30BaHHs Craepo-
pTeT. - Craponons: Cepeucinkona, 2014. - 55 ¢.:
DIIEKTPOHHBIH pecypc]. URL:

VIER (Poccus)»

¢HHEIH QHHAHCOBOU MaTeMaTHKe,
[aTCMATH4ECKHH annapar HHBECTOpa.

- Journal on Financial Mathematics (SIFIN).




4. hitp://investment-analvsis.ru/financial-mathematics.html - ocHOBHbIE (hopmynsr ¢uHaH-

COBOHM MaTeMaTHUKH.

8. MATEPHAJIBHO-TEXHUYECKOE OBECHEYEHHUE
AUCITUILTHHBI (MOIY JIST)

Hiis MaTepHaTbHO-TeXHUYECKOTO 00eCHiedeHHs TUCIHIUINELD HCIONB3YIOTCS Ay JUTOPHS C
IIK B KOMIIBIOTEPHBIM IPOEKTOPOM, HAGOPHI IIPE3SHTATHM 115 TeKIHORHEIX 1 HPaKTHYECKHX 3aHsl-
THH, OTPaXAIOIHE HAYYHYIO W OPHKIANHYIO I pobIIeMaTHKy NaHHOrO Kypea, GubIuoTeka Bal'Y,
HH(OPMAIIMOHHEEIE CIIPABOYHEIE CHCTEMBI «KOH cynbTanTLnoey, «apanTy.

IMpumeyanue

B cooTBEeTCTBHY ¢ HOPMATHBHO-LIPABOBLIME AKTAME IJIA HHBAITMJIOB ¥ JIUL C OTPaHUYEHHHI-
MK QH3HYECKMMH BO3MOXKHOCTIMU IpH HeOOXPAMMOCTH TECTHPOBAHHE MOKET OLITh [IPOBEJEHO
TOJIBKO B MHCEMEHHOR MM YCTHOM (hopMe, a TaksKe MOI'YT GbITh HCIOIb30BAHEL IpYrHe MarepHaIsl
KOHTPOJIA Ka49eCTBA 3HAHMH, IIPE(yCMOTPEHHbIE paboueii [IpOrpaMMoi JUCLIHIITHHEI.
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